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OB30P [OJTOBbIX PBIHKOB

WHavkaTopel pbiHka MTKO-O®3
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n WHOWKATOPbI IONTOBOIO PbIHKA

WHpekcbl 3HaveHne  Mam-e Bbinyck Mokynka MMpopaxa WNam-e YTM, %
RUB/USD 26.91 0.0037 [\ 03 25057 103.72 103.84 0.01 6.32
EUR/USD 1.2566 -0.0058 [ Od3 25058 100.68 100.75 0.02 5.98
MIBOR, % 1.69 0.28 [\ O3 46020 100.20 100.25 0.18 7.00
OCTATKW HA K/C B LB,

360 -11.6 v Ml op44-06 108.45 108.55 0.30 7.10
MNPAO. PYB.
HE®Tb (URALS) 67.39 0.4 ) Moc.o6n.68 106.38 106.55 0.15 7.47
30N10TO 618.7 6.6 " Moc.o6n.58 107.28 107.35 0.03 7.20
EMBI+ 376.11 0.22 [\ HwxropO6n2 0.00 104.10 0.20 7.39
EMBI+ CNPE[ 197 -3 v FA3MNPOM A4 103.45 103.75 0.43 7.20
EMBI+RUSSIA 421.51 0.12 ~ HIK UTEPA 101.05  101.30 0.00 9.02
EMBI+RUSSIA CMPEQ 110 -4 v mMocCrp-2 100.38 100.57 -0.04 11.29
MICEX RCBI 100.74 0.07% L) HOTK-03 06. 101.65 101.87 0.01 9.65
MICEX OBbEMbI, MITH. PYB. BUPXA PMC PEMO POCCUA 30 108.06 108.31 0.12 6.21
KOPMOPATVBHBIE 850.71  4798.39 6682.36 UST 10 100.42  100.48 -0.14 5.07
MYHULIMMATIBHBIE 452.01 1303.88 2753.39  [A3MPOM 13 11598  116.54 0.05 6.58

DANN MULRD DI

FOCYOAPCTBEHHbIE 1452.37 09 102.75 103.03 0.18 7.00

M BHYTPEHHMM ONFOBOW PLIHOK

» Buepa Ha pbiHke pybnesoro ponra npeobnagana noebiwaTtesibHas AUHaMUKa B
LBW)KEHUW KOTUPOBOK, aKTMBHOCTb TOProB MOBbICMNACb [O CPELHEro YPOBHS.
BONbLIMHCTBO JIMKBUAHBIX BbINYCKOB, CPeAM KOTOpbiXx npeobnaganu «ronybbie
pULWwKKU», 3aKpbiiocb B Hebonbwom natoce. lNosbiwenne peituHra ot Fitch na 1
CTyneHb CTa/lo ele OAHWM MOJIOXKWUTE/IbHbIM (PaKTOPOM «B aKTUBE» BHYTPEHHEro
[lONIrOBOrO  pblHKa, HO He Oonee Toro. HeusMeHHbIMM hakTOpamMu MOALEPIKKH
ocTaloTCs BblCOKas pybnieBas SIMKBUAHOCTb M OXKUIAHWSA YKpenneHus Kypca pybns.
HecMmoTps Ha nepuof HanoroBbix MiaTeXXeM, CyMMapHble OCTATKM Ha KopcyeTax M
JEeno3unTHbIX cyeTax KoMmMmepueckux baHkos B LB ocraiotcs Bbicokumu — 583,9
mnpa. pyb., Ha 3TOM ¢poHe KpaTKoBpeMeHHbi pocT ctaBok Ha MBK nosbiwenus
ctaBok Ha MBK (suepa onu nogHumanuce go 1,75 — 2,25%) daxTHuecku
He3aMeTeH. HecmoTps Ha o6unMe MNONOXWUTENbHbIX (HaKTOPOB, 3aMeTHOro pocTa
aKTUBHOCTH B Nepuof JIETHUX OTMYCKOB BPAA JIM CTOWUT OXWUAATb.

» Jlugepamu aKTMBHOCTHM KOpropaTHMBHOro cektopa cranu 6ymaru PXKI: PXK[O-05 ¢
norawennem B sHeape 2009 roma sbipoc Ha 0,18%, moxomHocTb cHU3Mnach Ha 8
6.n. no 7,22%, poct PXX[-07 ¢ norawenuem B Hosbpe 2012 roga coctasun 0,04%,
JoXoAHOCTb Mo ueHe 3akpbitia — 7,38% rogoebix (-1 6.n.) Jlugep aKkTUBHOCTM
MYHULMNaNbHOrO cekTopa, 6-# Bbinyck Mockoeckol obnactu, ebipoc Ha 0,15%,
JOXOAHOCTb K moralleHHuio cHu3unacb Ha 4 6.n. go 7,47% roposbix.

» [lo HawuM oueHKaM KanuTasuM3auus KOpropaTMBHOIO CeKTopa Bbipoc/ia Ha
0,01%, mMyHuumnanbHoro cektopa — Takxke Ha 0,01%. Poct kanutanusaumm cextopa
rocbymar octasun 0,06%. Mpu atom kanutanusauna 10 Haubonee NMKBUAHLIX Bymar
KOPMOPATUBHOIO W  MyHHWLMNaNbHOro cektopos Bbipocan Ha 0,13% u 0,12%
COOTBETCTBEHHO.

» JlenCneuCMY. CerogHsa COCTOMTCS ayKUMOH MO Pa3MELLEHWIO BTOPOro BbinycKa
obnvraumii 3A0 «LLYH JlenCneuCMY». O6bem ebinycka coctaenser 1,5 mnpa. pyo.
Cpok obpaltieHus 3,5 roma. [llo Bbinycky npepycmoTpeHa odheprTa,
npeaycMaTpuBalollee Npaso BafeNbleB ODAWrauuii NpeabsaBuTb MX K AOCPOHHOMY
BbIKYNy uYepe3 2 rogaa C Jatbl Hayana pasmelleHus. BaHk Mockebl siBnsetcs
opraHusatopom ebinycka obnuraumi 3A0 «LYH JleHCneuCMY». 310 BTOpPOW BbIXOS
3MUTEHTA Ha PbIHOK Ny6AWUYHbIX 3aMMCTBOBaHWM. Mbl OXKuOaeM, UTO AOXOAHOCTb
HOBOrO BbiNyCKa K 2-x neTHew odpepTte coctasuT nopaaka 11,5-12,0% ropoebix.
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n BHELIHWE [OJITOBbIE PbIHKA

Crpos Pocom-30 k UST-10, 6.1, » Us-treasuries. Ha BHewHeM [0nroBoM pbiHKe us-treasuries GoJbluylo 4acTb AHS
138 ocTaBanucb cTabunbHbiMU, OpHaKO NyBMKaLMA MaKpOCTATUCTUKW BblBEa PbIHOK U3
122 pPaBHOBECHSl, HECKOJIbKO OX/lafMB ONTUMW3M MO MOBOAY BO3MOXHOW OCTAHOBKU B
129 LUMK/Ie MOBbLIWEHWS YYeTHOM CTaBKM Ha aBryctoBckoMm 3acefavun FOMC. Unpgekc
126 notpebutensckoro posepuss Conference Board B uione sbipoc po 106,5 n., Torpa
122 Kak GOJMbLUMHCTBO 3KOHOMMCTOB OXWIAIO CHWXKEHMS 3Toro nokasatens go 104 n.
T [aHHble NO PbIHKY XW/Ibs Tak)Ke MPEeBbICUIM NPOrHo3bl. [loxogHoCTH us-treasuries
114 BbIPOC/IM B cpefiHeM Ha 2 6.n. no Bcemy cnekTpy bymar.

11 CerofiHa ¢ yTpa KpWBas AOXOAHOCTEN BbIFNAAUT CNeayloliMM obpa3oM. 2-neTHue us-

12? treasuries ToprytoTcs Ha yposHe 5,12% rogosbix (+2 6.n.), 5-neTHne — Ha ypoBsHe

102 5,03% (+3 6.n.) LoxogHoctn 10-netHux obnuraumi coctaensiot 5,07% (+1 6.n.),
99 30-netHux — 5,13% (+2 6.n.)
9 » CerogHa Beuepom 6yaer onybnukosaHa bexesas Khura (cBogHbii oTtueT o

nek-05 AnB-06 ¢es-06 map-06 anp-06 maii-06 wioH-06 uon-06
coctosaHuu akoHomuku CLUA), 3asTpa — obbem 3aka3oB Ha TOBapbl AJMTEbHOrO

Cnpon KopnopaTBHBX omurau K Mooies notpebneHns. OpgHako cepbesHo MOB/MATL Ha OXMAAHMS NO YUYEeTHOMW CTaBKe CMOXKET
325 TONbKO nybnukauua npensaputensHoi oueHku BBIM CLUA 3a Il keapTtan 2006 ropa.
OnpoweHHble REUTERS 3KoOHOMMUCTbI »KOoyT 3amepsieHWsl TEMMOB pPOCTa 3KOHOMHWKH
Bo BTOpoM KeapTtane A0 3,0% B rogoBoM ucuMcieHun no cpasHeHwo ¢ 5,6% B
nepeom kBaptane. Ecnv oxupaHus noaTBepAsTCs, BEPOSATHOCTb MOBbILEHWS CTaBKM
Fed Funds cHuautca. Ha Haw B3rnsg, ata ctaTUCTMKa KpaWHe BakHa elle MnoToMmy,
uTo, CKOpee Bcero, OyneT NOCNeAHUM pPEeLIAloWMM CUrHasioM, KOTopbii Oyner
yuntbiBate PPC Ha Onmxkadwem 3acefaHuu Komuteta no OTKpbITbIM pbiHKam 8
200 aBrycra.
Fitch noBbicuno cyBepeHHbiV pedTUHr Poccuu
[ns poccuickoro cermeHTa OCHOBHOW HOBOCTbIO AHSI CTasio MOBbILIEHWE peWTHHra
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150 Poccuu arentcteom Fitch Ratings. Fitch noBbicuno peituHru pedonta amuteHta PO
125 no JONroBbiM 06A3aTeNbCTBaM B MHOCTPAHHOW M HaLWMOHA/bHOW BasloTe WM MOTOJIOK
nex.05 AHB.06 hes.06 Map.06 anp.06 wmait.06 woH.06 wion.06 CTPaHOBOro penTUHra Ha oaHy ctyneHb ¢ «BBB» no «BBB+». [porHos penTuHros —

YPCW 05 k Mocksa 40

MaTepouka k Mocksa 36

cTabunbHbii. Bonpekn oxxupaHWsm GOMblUMHCTBA yuyacTHUKOB pbiHka Fitch e cTtano
5 0OXMAATbCA NpOBEAEHWA nnaTexxed no [AocpodHomy noraweruio [Mapuxckomy
KopriopaTuBHbIit cermeHT Knyby, kotopoe momxHO coctoatbca 21 asrycta. Kak oTmeuaer areHTcTBO, B 3TOM
rony Poccus cTaHeT BHEWHWM HETTO-KPEeAMTOPOM C COOTHOLLEHWEM foara K
TEKyLMM NOCTYNNEHUAM B MHOCTpaHHOW BatoTe B pa3mepe 6%, B TO BpeMs Kak

Jlugepbl 060poTOB

O60poThl, MIH. pyb. N3meHeHne o " o
(Bvipa + PIC) cTommocTi, % CPeAHWH ypoBeHb AnA CTpaH C  PeHTMHIOM «BBB» - 32%. Kotuposku
PR0-0506n 682,34 018 Py espoobnuraumi «Poccus-30» BbipocsiM Ha o0,25 M. NO CPaBHEHWIO C YTPEHHWMH
PC-0706n 488.36 0.04 2 YPOBHSAMM, LOXOAHOCTb CHW3Wnacb Ao 6,18% ronoebix. ITO NPUBENO K CY>KEHHIO
cnpaga k UST-10 go 113 6.n., MuHUManbHoro yposHs ¢ 12 maa 2006 roga. CeroaHs
FA3MPOM A6 213.83 0.10 N )
c ytpa «Poccusa-30» toprytorcsa Ha yposHsax 108,063/108,250 ¢ goxoaHocTbio 6,2%

fatepouka® 209.73 050 * rofosbix W cnpagom k UST-10 Ha yposHe 113 6.n.
CY-155 106 207.24 -0.44 v Bonee uem caep)kaHHas peakuusi MHBECTHMLIMOHHOTO coobliecTBa obbscHAeTCA TeM,
PXK[1-0406n 200.29 0.04 $ uTO 3TO COBbITHE BbIIO BMOJIHE OXKUAAEMbIM, XOTS U NMPOU3OLLIO HECKOJIbKO paHblue
®CK ESC-02 187.50 0.06 " npegnonaraeMoro cpoka. [lpv 3TOM peWTHHr Oblal MOBbIWEH TONMBKO Ha OfHY
®CK ESC-03 178.95 0.11 N cTyneHb, B BOXAesieHHylo rpynny «A» Poccua Tak v He nonana. 2 Hegenu Hasapg
FASMPOM A3 163.64 0.30 2 ONTUMMUCTUUHBIK  MPOrHO3 %HaﬂHTH[I)(OB Merrill Lynch oTHocuTenbHO nl‘lepCI'leKTHB
Nepexpoot 16107 030 2 U3MeHeHUs CyBepeHHOro perTuHra Poccun nocne 3asepuieHus Bbinaat [lapuxckomy

Knyby cnpoBouuposan poct kotMpoBok nouti Ha 0,5 n. CywecteeHHylo peakuuio
pblHKa MOXHO OXXMAaTb TOJIbKO B C/lydae MOBbILEHUS PEHTHHra A0 YPOBHS «A-», B

Nnpepsbl pocTa/nagexvs o
Aepel P A 3TOM c/yyae CyBepeHHbl cnpag MoxkeT cysutbca go 70-80 6.n. Bmectre c Tem

Pocr, % MageHve, % noBbileHWe pelTuHra fo «BBB+» MoXHO paccmaTtpuBatb Kak AOMOJHWTE/IbHbIM
2.00 Meven TA-1 hakTop NOAOEPKKH AN POCCHUCKUX ByMar, HECKOJIbKO YBENMUMBAIOWMI «NOLYLIKY
0.80 Mepecser-1 6e30MacHOCTU» NPU PE3KUX HEraTUBHbIX LBUXKEHUSX Ha pblHKe Ga30BbIX aKTWBOB.

070 ConCransA » Poct KoTHMpoBOK eBpoobnurauuii emerging markets npoposmxaertcs. Mupaekc
eBpoobnuraumi passueatowmxcs ctpaH EMBI+ ebipoc Ha 0,05%, cnpag cysuncsa Ha
0.50 Matepoukad®
2 6.n. u coctasun 199 6.n. EMBI+ Poccus sbipoc Ha 0,11%, a cnpaa ymeHbluMAcs
0.50 MV1A-106 Ha 4 6.n. go 111 6.n.
t0rpanauT2 -1.90 OcHOBHOWM  WMHAOMKATOP  pbiHKa  eBpoobnuraumii  bBpasunuu  (eBpoobauraiuu
TK®uHaHc 1 075 «bpasnnusa-40») suepa npubasunn 0,187% po 127,500% npoueHToB OT HOMMHana
C3Tenek306 -0.65 U TOprytoTcs B HacTosiee BpeMs co cnpagoM K 30-netHum UST cocrasnser 173 6.n.
MocoBnrast 055 » BosnHa pasmelyeHui, oxBaTWBLUAs pa3BHBalOLLMECS CTpaHbl, HapactaeT. Buepa
Kamckflon 1 055 Manama npogana eepoobnuraumun Ha $313 MnH. nyTem pgopasmelleHus obnuraumi co

cpokom norawenus B 2015 rogy, a 6Gnarogaps xopolwemy cnpocy Ha obnurauuu
dunnnnuH, cnpagbl AOXOLHOCTEM CyBepeHHbIX OO/MrauMi pasBUBAIOWMXCA CTpaH
npoao/mKkunnM  cHuxkatbcs. CerofHa pbiHOK — eBpoOOHOOB emerging markets
npotectupyetT ApreHTWHa, KoTopas NpeasioXKuT fosnaposble Bymaru Ha cymmy $500
MJTH.
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» @Ounnunubbl. Buepa nytem popasmewieHuss DOuanavnuHbl npoganu 2 Bbinycka
eBpoobnuraumit Ha cymmy B $750 mMaH. Espoobnuraumm ¢ norawenuem B 2016 roay
6binm npomadbl Ha $300 maH. CroumocTtb espoobnuraumi coctasuna 103,125
Cnpagel EMBI+ 1 EMBI+Poccus, 6.n.
135 .85 | MPOLIEHTA OT HOMMWHana 3a obauraumio ¢ goxoaHocTbio 7,531% ropoebix, uto uyTb
MeHblue W3HauasbHO npefnosiaraeMoro AuanasoHa pgoxogHoctv B 7,532%-7,568
rogosbix. O6nuraummu ¢ noraweHvem B 2031 rogy 6binv npopadbl Ha $450 maH.
CroumocTb eBpoobnuraumii coctasuna 99,25 npoueHToB OT HOMMHana 3a obauraumio
¢ poxogHoctblo 7,819% romoBbix, UTO ABNSETCA HWXKHEM rpaHWLel W3HayasibHO
npegnonaraeMoro auanasoHa goxopHoctv B 7,819%-7,842% ropoebix. Cnpoc Ha
dunnunuuckue Gonabl B 16 pas npeebicun npepnoxenue u coctasun $12,2 mnpga.
Cnpoc Ha obnuraumm c norawenvem B 2016 romy coctasun $5,7 mnpg., a Ha
obnuvraumm c norawenvem B 2031 rogy — $6,5 mnpa.
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SZeK.os AHB.06 bes.06 map.0B anp06 Mai06 wioH.06 won.06150 » Mapra O®uHaHc. Pasmewenune 3-i cepun obnuraumin 3A0 «Mapra ®uHaHc»

Russia EMBI+Spread EMBi+Spread (uxana cpasa) obbemoM 2 mnpg. pyb. HameueHo Ha 3 aerycta 2006 r. OpraHusatopbl Bbinycka —
Bank Mockebl 1 DK «YpanCub».

Crasin LIBOR (USD), % » JiillOHHoH. Mo uHdopmauun WA  «UHTepdakc» ceropHs apbuTpaskHbid cyn

5.80
KpacHosipckoro Kkpas nonHoctbio ygosneteBopun uck Pocumywectea k  OAO

«KpacHosipckre aBuanuHWM» O HeAeNCTBMTENbHOCTH PELLEHUH rOfoBOro cobpaHus
akunoHepos AOQO, KacalolWMXca pa3MelleHUs OB/IMralMoHHOro 3aiMa  anbaHca
AirUnion Ha 1,5 wmnpa pybnen. Kpacavip obewiaer nopatb annensuuio, a
npeacraBuTens Pocumyliectsa B uHTepBblo MHTEpdhakcy 3asBun, UTO «peLieHue cyada
KacaeTcsl TO/IbKO rofoBoro cobpanus akuuoHepos, npowegwero B 2005 rogy, a He
caMMX COeNoK no oBAWraLuMoHHOMY 3aiMy, MNO3TOMY pelleHUe KPacHOSPCKOro
apbuTpaXka He MOXXET OTMEHWUTb 3aeM».

B HacTosiwee Bpemsi B oTHoweHun «Kpacahp» paccmatpuBaloTcs ewe 2 MCKa O
NPU3HAHUKM HEOEUCTBUTE/IbHBIM AOroBOpa MopyuuTenbcTBa Mexay «Kpacdip»,
reHampektopom «Kpacdiip» bB.A6pamosuuem u 000 «3IuplOHHOH», nopaHHble
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2005 Hm.06 bon-06 wap-06 anp-06 wa06 mom-06 won-06 KpaeBoi npokypatypod u Pocumyuiecteom. Kpome TOro B Hauane MioHs

LIBOR 12 Month LIBOR 3 Month leHnpokypatypa P® Bos3byguna yronoBHoe [eno MO CTarbe «MOLUEHHWYECTBO,

COBEpLUEHHOE OpraHW30BaHHOM rpynnoi nMbo B 0COBO KpYynHOM pa3Mepe» B

Crpor py6resIX OBMraLATL K eBpO0BIMTaLIMAM, 6.1, oTHOWweHWn pykosoactea «Kpac3dup». [lpeacrasutenu «Kpacakp»  3assunu

230 MHTepdakcy, UTO «B HacTosiliee BPEMS BUAUMbIX CNEACTBEHHbIX [OEWCTBUN He
210

BELeTCs».

Mobepna Pocumywectsa B nepsom gene npotus «Kpacaiip» Bpsg nu npuseger K
CYLLECTBEHHOMY YXYALWEHWIO MOJIOXKEHUS Bagesbues obnurauuii. Tem He MeHee,
obunre cynebHbiX [Aen, KacalolMxca 3aima W BrafesbUeB KoMnaHuW, OyayT
orpaHuuMBaTb JIMKBUAHOCTb BbiMyCKa Ha BTOPUYHOM pbiHKe. B Hauane uioHs Mbl
OTO3Ba/IM CBOM pekoMeHaaluu no obaurauuam IiptOHmnoH-01

» [lanbceasb. Buepa Janbcessb npefocTaBuna OTYETHOCTb 3a NEPBOE MOyroave
2006 ropa no PCBY. B nepsom nonyroguv 2006 roga Bbipydka KOMMaHWM Bblpoc/ia
© Ha 5% no cpaBHEeHWIO C aHaNorMuHbIM NepuoAa NPOLLNOro roga U coctasuna $185,2
o MnH., Mpu 3TomM pacxogpl KomnaHWu cokpaTtuaucb Ha 8,8% wu coctasuan $135 maH.
£e05 sHB-06 ches-06 map-06 anp-06 mait-06 uiok-06 won-06 B pesynbrate onepauuoHHas npubbinb Bbipocia Ha 78% u coctasuna $50 maH., a
Mocksa 39 k Poconn 10 003 46017 k Pocen 30 uncTas npubbiib Bbipocna Ha 68,5% po $26 M. Mpu aToM cnefyer OTMETWTb, UTO
B MEpBOM MONYroguu Npowsioro roga 6osblylo yYacTb 4ucTor npubbiin [anbcessb
nosiyuynna OT MNPOAAXKM COTOBOro onepatopa. bes yueta aToi npopaxku uucTas
np1bbisib KOMNaHWK B NEPBOM MOJYrOAMM TEKYLLErO roga Boipocsa B 2,7 pasa.
Cnepyet otmeTtutb, uto Janbceasb no npasy cuutaetca nydwen MPK no paseutuio
HOBbIX ycnyr - B nepsom nonyroauu 2006 roma pons ycnyr poctyna B MHTepHer,
nepefiaud [aHHbIX, MNOABWXXHOW 3/IEKTPOCBA3W B CTPYKType BbIPYYKH KOMMAHWK
coctasuna 15%. C Hauana ropga aboHeHTckas 6asa nosb3osatened ycnyr
LUMPOKOMNOOCHOro pocTyna K cetu UHtepHet Bbipocna Ha 78,3%. A Bbipyuka oT
poctyna B UHTepHeT 1 nepenauun AaHHbix Bbipocna Ha 57%.

MduHaHcoBylo oTueTHOCTb [lanbceasu, Ge3ycnoBHO, creayeT Npu3HaTb NO3WTUBHOM.
MpaBga cnegyeT OTMETUTb, YTO CKOMIb IMOO 3HAUMMbIX HEOXKMAAHHOCTENW OHa He
npuHecna. Bo BTopom keaptane 2006 roja npakTMuecku Bce nokasaTesd KOMMaHWu
OKasanucb Ha YpPOBHe MEPBOro KeBapTasa. Tak Bblpyuyka KOMMaHWM YBeWYunacb C
$90,6 no $94,6 mnH., onepauuoHHas npubbinb ¢ $24,8 mnH., no $25,3 maH. Yucras
npubbLib cokpatunack ¢ $14,4 max. po $11,6 mnH.

» PXJIO. Bcnen 3a noebiweHWeM cyBepeHHoro pentuHra P® areHtcteo Fitch
MOBLICU/IO PEUTUHIM B MHOCTPAHHOM M HauuoHasbHou BamoTax OAQO «Poccuiickue
>KenesHble goporu» c «BBB» pgo «BBB+». Kak ortmeuaetrca B npecc-penuse,
«PEUTHHIM KOMMaHWK OTpaKaloT ee TECHYlO CBS3b C npaBuTenbcTBoM PO, a takke
yCTOWUMBbIE (PMHAHCOBbIE PE3YNbTaTbl U NPUObLIIBHOCTD KOMMNAHWK B OTAEIbHOCTUY.
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AONIrOBbIE PbIHKHU 26 urona 2006 r.

% o
290 Yo pyor : .' KAJNNIEHOAPb COBbITU HA OOJTTOBOM PbIHKE
288 CEroaHsi
286
284 28 nion 06 Ynnata Hanora Ha npubbinb
2 asr 06
%2 OuepepnHoe 3acenanue baxka AHrnun. PaccmoTpeHme Bonpoca 06 N3MeHeHM Y4EeTHON CTaBKu
28.0 3 asr 06
27.8 3 asr 06 OuepepHoe 3acenanue ELIB. PaccmoTpeHne Bonpoca 06 13MeHeHUM Y4eTHOM CTaBKM
276 8 aBr 06 OuepepnHoe 3acenanue komuccum FOMC. PaccmoTpeHue Bonpoca 06 M3MEHEHUN YHETHOMN CTaBKM
27.4
10 aBr 06
272 N ar 06 OuepepnHoe 3acenanue baHka AnoHun. PaccmoTpeHne Bonpoca 06 M3MEeHeHNM y4eTHOI CTaBky
aBr
27.0
26.8 ceH. 2006 Mpembep AnoHnm [3ioHbUTMPO Komasymu yijgeT B OTCTaBKY
266
nex.05 HB.06 che.06 Map.06 anp.06 Mait.06 woH.06 nion.06
e popoT (eracrose) .' KAJNNIEHOAPB MNMEPBUYHOI O PbIHKA
Cpok
[Jlata OMUTEHT, Cepust Bbinycka 061beM, MIH.
1210 [IHamuka BartoTHBIX PbIHKOB 16 OﬁpaLL[eHVIﬂ
00 17| CEFOOHA  MexCneuCMY, 02 1500 SITORT 2.0
o0 18| 27 won 06 MAK-Gukarc, 01 550 oo e
118.0 1.19
1.20
117.0 121
oo z| ] CTATUCTVKA CLUA
114.0 124 Mocn. Oxupaemoe [pownoe  dakTnyeckoe
1.25 [Jata IMokasatens
113.0 126 nepuon 3HaYeHWMe  3HayeHue 3HaueHne
:f‘g 127 18 wion 06 WHdnsums B npombilnenHom cektope (PPI) 1ioH.06 0.30% 0.20% 0.50%
: 1.28
1100 129 | 18 wion 06 WHdpnsywus - Core PPl (ounLieHHas OT BAMSIHUS LiEH Ha 1ioH.06 0.20% 0.30% 0.20%
109.0 130 NPOLIOBONBCTBUE W SHEPrETHKY)
AOIDS e 0D boe-00uap-06 anp06 szgiul"’(:f;:fn’::a‘; 19 ion 06 Wncnsums - Mrneke notpebuTensckux ueH (CPI) nioH.06 0.20% 0.40% 0.20%
19 o 06 MHbnauus, 6e3 yyeTa LieH Ha 3HEProHoCUTENN 1 1ioH.06 0.20% 0.30% 0.30%
npogoeonbcTaye (core CPI)
Hedtb
77.0 19 non 06 Real Earnings 1oH.06 0.50% -0.70% 0.60%
75.0 ,
730 25 wion 06 MHA?KC ﬂOTPSGVITEJ‘IbCKOVI yBepeHHocTi (Consumer 1o, 06 104.70 105.40 106.50
210 confidence index)
69.0 CErogHA
67.0
65.0 27 wion 06 CratucTuka npogax Hosbix AomoB (New Home sales), % nioH.06 4.60%
63.0
61.0 28 vion 06 lMporHo3Has oueHka BBIM (GDP-advance) 2 k8.06 3.00% 5.60%
59.0 y
570 28 wion 06 MHpeke cToumocTn paboyeit cunbl (Employment Cost 1oH.06 0.80% 0.60%
55.0 |ndeX)
530 1 aBr 06 WHpexc noTpebuTenbckux pacxonos (PCE core) 1ioH.06 0.20%
51.0
49.0 - 4 asr 06 CraTiCTUKa pbiHKa TpyAa - Yn1cno HoBbIX pabounx mect 1o, 06 121 000
nex-05 sHB-06 beB-06 Map-06 anp-06 Maii-06 uioH-06 uion-06 (Non-farm payrolls)
BRENT URALS
4 387 06 CraTiCTuKa pbiHKa Tpyaa - YposeHb 6e3pabotuLibl non.06 4.60%
(Unemployment)
3ornoto
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KPUBbIE JOXOLHOCTEWN 26 nona 200

Kpueasi doxodHocmu cybghedepanbHbix u MyHUUUnNanabHbIX obnuzayul
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ﬂo‘pord6ym, 01 | | -l ® 684 — — - — @O MTC, 05— e [
7.0 ‘ TA3MPOM A5 : TASMPOM A4 | |
| | 65 @LULTKO3 |
HOBAT3K, 01 T ‘
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Memannypausi u 20pHO-pyOHbIi ceKmop
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KPUBbIE JOXOLHOCTEWN 26 nona 200

Kpueasi doxodHocmu pocculickux eepoobnuzayutl
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PbIHOK PYBJIEBbIX OBNUTALIUIA 26 nona 2006 r.

OMUTEHTbI OB BbEMbI MOrALIEHUE/ BbIKYT1 LEHA U3MEHEHUWE,% [OXOAHOCTb,% [OOPALUA
M?_Eoz% M?_IS]’:;AG KynoH,%  lMorawenue Odbepra nfr:i‘eﬂ:ﬂ Mokynka [lpopaxa AeHb Hepens mecsL HKA Tekywas Knoraw. Kodepre [wop. net. Moga. aop

Wmoau mopaoe 2ocydapcmeeHHbIMU 0bnu2ayusamu

OBP 02 0.0 - - 23.06.2009 15.09.2006 1064 i 0.00 99.57 i 0.03 0.14 0.31 - - 0.18 373 i 0.14 0.14
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0w®3 27019 0.0 8800 { 10.00 18.07.2007 - 358 :104.30 109.81} 0.00 -0.05 -0.14i 1.64 9.58 5.41 - 0.96 0.91
0®3 27020 0.0 8800 : 10.00 08.08.2007 - 379 :104.40 110.38; 0.00 0.00 -0.56: 4575 9.59 5.74 - 0.97 0.92
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O®3 45002 31.8 2760 :{10.00 02.08.2006 - 8 100.15 100.17{ -0.09 -0.31 -0.24 { 1430 9.98 2.87 - 0.02 0.02
0®3 46001 62.3  60000:10.00 10.09.2008 - 778 :105.40 105.44: -0.02 -0.06 -0.14: 1123 948 5.98 - 1.30 1.22
0?3 46002 31.5 62000:10.00 08.08.2012 - 2206 :109.56 109.67: 0.14 0.09 -0.38:43.84 912 6.55 - 4.21 3.95
0?3 46003 133.1 372981 10.00 14.07.2010 - 1450 :111.52 111.56; 0.01 0.14 -0.10: 1.64 8.96 6.33 - 3.04 2.86
O®3 46005 0.0 27477} 0.00 09.01.2019 - 4551 § 4464 45.00i 0.00 -0.02 -3.22f 0.00 0.00 7.14 - 11.70  10.92
0®3 46014 198.4 58290:10.00 29.08.2018 - 4418 :108.67 108.80: 0.18 -0.05 -0.18 :{ 36.16 9.19 6.69 - 5.50 5.15
0®3 46017 59.7 49967} 9.00 03.08.2016 - 3662 :105.81 105.98! 0.12 0.04 0.00 { 17.01 849 6.70 - 6.75 6.32
O®3 46018 273.7 40936 9.50 24.11.2021 - 5601 :110.00 110.20: 0.30 0.07 -0.75: 10.67 8.62 6.81 - 8.67 8.12
0®3 46020 54.1 7913 { 6.95 06.02.2036 - 10788 :100.20 100.25; 0.18 0.19 0.01 ( 3047 6.93 7.00 - 12.51  11.69
Bcezo 1097.9 523574

UcmoyHuku: REUTERS, pacyemsi BaHka Mockesbi
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PbIHOK PYBJIEBbIX OBNUTALIUIA 26 nona 2006 r.

OMUTEHTbI OB BbEMbI MOrALUEHUNE/ BbIKYT1 LUEHA HW3MEHEHUWE,% [JOXOL4HOCTb,% [OIOPALNA

O6opoT O6bem, [OHeit oo

MH. py6.  MH. py6. KynoH,%  MMorawexve Odepra orawenms Mokynka [Mpogaxa  AeHb Hepena mecsy HKO Tekywas Knoraw. Kodepre [iwop.net. Moa. aop
Yimoa2u mopaoe MyHuyunaabHbIMU obs1u2ayusmu
Boneoegpao, 07 26.51 400 : 9.70 17.07.2008 - 723 1103.00 103.19 106 941 8.01 - 1.83 1.69
KasaHb, 02 0.00 1000 i10.00 11.04.2007 - 260 :101.56 101.60 110 9.84 6.80 - 048 045
KpacHospck, 02 0.00 630 {12.50 27.10.2006 - 94 0.00 0.00 { 0.00 0.00 -0.47:30.82 1235 7.77 - 025 0.23
KpacHospck, 05 1.00 1000 i 6.19 18.10.2008 - 816 1 99.99 101.05: 0.09 -0.09 -0.25: 16.62 6.19 7.96 - 2.06 1.91
Hosocubupck, 02 2.44 1500 {12.00 07.12.2006 - 135 101.55 101.60; -0.01 -0.27 -0.57 i 16.11 11.81 7.77 - 036 0.34
Hoeocubupck, 03 2.42 1000 {13.00 14.07.2009 - 1085 :111.75 112,50 0.40 0.08 -1.24: 499 1156 7.70 - 258 239
Tomck, 01 0.00 300 {12.00 22.11.2007 - 485 0.00 104.00i 0.00 -0.17 -0.83: 14.04 11.66 8.36 - 075 0.69
Yepa, 04 0.00 500 :10.03 03.06.2008 - 679 :103.90 104.25: 0.00 0.10 -0.57 i 13.46 9.65 7.87 - 1.73 1.60
Ymoau mopeoe cybghedepasibHbIMU o&nuaauunMu
bawkopmocmat, 04 0.52 500 : 8.02 13.09.2007 - 415 :101.20 0.00 : 0.10 -0.15 0.35 :28.78 7.92 7.01 - 1.08 1.01
Benzopodckas 0611., 04 0.00 320 {14.00 29.04.2008 - 644 1108.00 0.00 : 0.00 0.19 -1.34 3337 1294 8.78 - 159  1.46
benzopodckas 06, 31001 ¢ 1413 2000 { 8.38 10.11.2010 - 1569 :101.40 101.50i 0.29 -0.20 -0.64 i 15.84 825 8.19 - 360 3.33
Bonzoepadckas 0671, 01 0.00 600 i11.99 11.06.2009 - 1052 :105.40 106.00i 0.00 -0.61 -0.66: 13.14 11.36 8.23 - 1.75 1.62
Bonzoepadckas 061. 35001: 0.00 700 {12.00 17.06.2010 - 1423 1106.20 106.45 0.00 -0.19 -0.62i 10.85 11.29 8.40 - 2.14 1.97
BopoHexckas 06n1. 01 0.00 600 {13.00 15.12.2007 - 508 1107.15 107.45! -0.05 0.05 -0.46: 14.60 12.10 7.52 - 1.28 1.19
BopoHexckas 06n. 02 1.11 500 13.00 18.06.2009 - 1059 :100.01 114.75: -0.01 0.19 -1.18: 13.89 11.69 8.08 - 2.51 2.32
Upkymckasi 0611., 01 5.62 700 10.50 22.07.2007 - 362 1102.10 102.35! -0.05 0.86 -1.22: 0.50 10.26 7.94 - 097 0.9
Upkymckasi 061., 02 0.00 750 {10.00 07.09.2006 - 44 110021 100.37i 0.00 0.00 -0.22} 805 9.95 575 - 0.12 0.1
Upkymckas o6n. 31001 0.00 1500 {10.00 17.12.2009 - 1241 :101.81 0.00 { 000 0.10 -0.34: 796 9.80 8.28 - 1.75 1.61
Upkymckasi 0651, 31002 0.00 900 i 8.50 23.10.2008 - 821 {99.80 100.20i 0.00 0.33 -0.30:20.96 849 8.00 - 1.17 1.09
Kanyxckas o6n., 01 0.00 300 {10.00 24.12.2007 - 517 1101.25 103.55! 0.00 049 -135i 849 983 8.16 - 135 125
Kuposckasi 0651, 01 0.00 400  8.39 22.12.2008 - 881 1100.30 100.85: 0.00 0.10 -0.05; 7.59 832 8.01 - 1.34 1.24
Komu, 05 0.00 500 i14.00 24.12.2007 - 517 1107.95 108.60: -0.48 -0.16 -0.64  11.89 12.94 7.37 - 1.30 1.21
Komu, 06 0.02 700 :14.00 14.10.2010 - 1542 :114.50 116.25: -1.29 0.00 0.30 { 39.12 1217 8.11 - 3.33  3.08
Komu, 07 0.11 1000 {12.00 22.11.2013 - 2677 :104.90 107.00i -1.42 0.52 -2.2020.71 11.41 8.38 - 507 4.68
Komu, 08 0.00 1000 { 9.00 03.12.2015 - 3418 1 94.80 98.85: 0.00 3.27 -2.41:3477 9.05 7.73 - 6.18 574
Kocmpomckas 0671., 04 0.05 800 12.00 11.03.2008 - 595 :104.95 106.49: 0.05 1.48 -1.19:13.81 11.14 6.54 - 1.49 1.40
KpacHospckul kpad, 02 0.00 1500 {10.95 26.10.2006 - 93 0.00 0.00 { 0.00 0.00 -0.82:27.30 10.83 6.81 - 025 0.23
KpacHosipckud kp, 34003 1.13 3000 { 7.00 01.10.2008 - 799 199.16 9920 -004 0.30 -0.03:21.29 7.06 7.38 - 1.58 1.47
KpacHodapckui kpad, 01 415 1000 10.00 15.05.2007 - 294 :101.65 102.00: -1.23 -0.10 -0.10 i 19.18 993 9.18 - 078 0.72
JleHurepadckasi o6r., 02 0.64 800 {14.01 08.12.2010 - 1597 122.35 125.00i -0.02 043 0.16 { 1535 11.30 7.62 - 3.48 324
Jlenurepadckas 06s1. 03 0.00 1300 {13.50 05.12.2014 - 3055 :125.30 136.40: 0.00 060 4.65 {1442 1047 7.66 - 573  5.32
Mockoeckas o6i., 03 0.00 1000 {11.00 19.08.2007 - 390 0.00 104.79: 0.00 029 -0.43:47.01 1051 6.46 - 099 0.93
Mockoeckasi 0611., 05 20.24 12000 10.00 30.03.2010 - 1344 1107.28 107.35: 0.07 0.06 -0.65:23.01 9.32 7.18 - 247 231
Mockoeckas 0671., 04 25.82 9600 {11.00 21.04.2009 - 1001 i110.11 110.35! -0.04 0.00 0.27 {2742 9.99 7.10 - 236  2.21
Mockoeckas 0671., 06 133.01 12000 9.00 19.04.2011 - 1729 :106.45 106.55: 0.12 0.38 -0.84 i 22.44 845 7.47 - 3.91 3.64
Huxezopodckas 06n1. 01 923 1000 {11.80 01.11.2006 - 99 1101.02 101.32{ -0.25 -1.70 -0.30: 26.83 11.68 8.27 - 026 0.24
Huxezopodckasi 06n1. 02 13.11 2500 10.24 02.11.2008 - 831 1103.10 104.10{ 0.19 0.29 -0.14 {2329 984 7.39 - 1.46 1.36
Hosocubupckasi obr1. 0.00 1500 i13.50 27.07.2006 - 2 0.00 0.00 { 0.00 -0.10 -0.57 {3255 13.50 9.54 - 0.01 0.01
Hosocubupckas 0611. 02 3.53 2000 }13.30 29.11.2007 - 492 :107.35 107.70i -0.23 0.00 -0.46: 19.68 1239 7.72 - 1.24 1.15
Hosocubupckasi 0bn. 03 62.75 2500 i 9.00 15.12.2009 - 1239 :101.21 101.30: 0.01 059 -044: 863 8.89 8.02 - 227 210
Camapckas 0671., 02 0.00 2000 i 6.82 09.09.2010 - 1507 § 97.95 99.05: 0.00 -0.05 -091: 747 697 7.65 - 3.60 3.34
Teepckasi 061., 02 0.00 1000 {16.90 23.11.2006 - 121 1103.00 103.15i 0.00 0.68 -1.15:28.24 16.38 7.21 - 032 0.30
Teepckasi 0611., 03 6.02 800 i 7.95 30.11.2008 - 859 :100.33 100.50: 0.10 0.00 -0.02:11.76 7.92 7.99 - 2.15 1.99
Tomckas 06r1., 02 0.00 500 {11.00 27.07.2006 - 2 0.00 0.00 { 0.00 0.00 -0.34i5425 1097 -32.77 - 0.01 0.01
Tomckas 0671, 03 0.00 600 {11.00 13.10.2007 - 445 1103.60 103.95: 0.00 -0.07 -0.34 i 31.04 10.61 7.09 - 1.15 1.07
Tomckas 065, 34026 0.00 900 { 9.00 09.11.2009 - 1203 { 99.60 100.00: 0.06 -0.06 0.20 : 18.99 9.00 7.57 - 2.51 2.33
Yomypmckasi pecr, 01 0.07 1000 i 8.20 27.12.2008 - 886 :100.66 100.95: -0.25 0.00 -0.26: 6.29 8.15 8.05 - 224 207
Xabaposckui kpad, 02 0.77 700 {10.00 05.10.2006 - 72 1100.36 100.45{ -0.15 0.00 -0.10! 548 9.96 7.64 - 020 0.18
Xabaposckul kpad, 06 0.00 1000 i 9.00 24.11.2009 - 1218 { 99.92 100.20: 0.00 -0.05 -1.04: 1529 9.00 8.01 - 220 2.04
XMAO, 02 0.57 5000 i12.00 27.05.2008 - 672 1109.55 0.00 { 0.00 0.00 1.39 { 19.07 10.95 6.51 - 1.69 1.58
Yyeawus, 03 0.00 500 { 9.50 13.04.2007 - 262 1100.95 101.32{ 0.00 0.20 -7.94: 3.38 941 8.29 - 070 0.65
Yysawus, 04 0.00 750 {12.33 27.03.2009 - 976 :110.30 112.50: 0.00 0.00 -0.67 : 40.20 11.13 7.94 - 230 213
Skymusi, 03 0.00 800 :12.00 17.06.2008 - 693 1106.12 109.10i 0.00 -3.14 -0.51{ 11.51 11.43 9.41 - 1.71 1.57
Skymusi, 05 0.00 2000 { 9.00 21.04.2007 - 270 1100.70 101.50f{ 0.00 0.00 -0.23: 123 894 755 - 072 0.67
SAxymus, 06 0.11 2000 10.00 13.05.2010 - 1388 :107.20 107.39i 0.00 -0.23 -0.19: 18.63 9.33 7.65 - 274 255
Skymusi, 35001 0.50 2500 i 7.95 11.04.2013 - 2452 $100.40 100.50{ 0.00 -0.10 -0.49i 1.09 7.91 8.07 - 464  4.29
SIHAO, 01 0.00 1800 {11.00 03.08.2008 - 740 0.00 0.00 :{ 0.00 -0.25 -0.90:51.23 10.40 7.06 - 1.80 1.68
Spocnasckas 06r1., 02 0.86 1000 i12.78 03.07.2007 - 343 1105.00 105.10i -0.26 0.08 -0.72 i 7.35 1218 7.50 - 090 0.83
Spocnaeckasi o6r1., 03 1.07 1000 {12.00 17.11.2006 - 115 $101.20 101.40i -0.27 0.30 -0.59: 1565 11.88 8.45 - 032 0.29
Spocnaeckasi 06r1., 04 0.00 1000 11.00 26.05.2009 - 1036 :106.00 106.35: 0.00 -0.60 -1.39: 18.38 10.26 7.56 - 250 2.32
Slpocnasckas 06r1., 05 0.00 500 i 8.25 30.12.2008 - 889 1 99.80 100.00: 0.00 -0.38 0.00 : 588 825 7.88 - 225  2.09
Slpocnaeckas 061, 06 0.00 1000 { 8.35 19.04.2011 - 1729 9835 98.70f 0.00 -0.15 -1.21120.82 847 823 - 3.11 2.87
Mockea 37 0.00 3900 i10.00 23.09.2006 - 60 $100.00 100.75{ 0.00 0.00 -0.69: 877 9.90 3.84 - 0.16  0.16
Mocksa 27 0.00 4000 {15.00 20.12.2006 - 148 £102.00 0.00 i 0.00 0.00 -0.71}14.38 14.38 4.30 - 0.40 0.38
Mocksa 42 0.00 3000 :10.00 13.08.2007 - 384 0.00 104.44: 0.00 0.00 -0.19:20.00 9.51 4.99 - 099 0.95
Mockea 31 0.00 5000 i10.00 20.05.2007 - 299 {97.03 103.95{ 0.00 -0.10 0.38  18.08 9.70 6.23 - 078 0.74
Mocksa 40 0.00 4000 {10.00 26.10.2007 - 458 0.00 0.00 { 0.00 000 090 9.04 952 564 - 1.10 1.04
Mockea 43 0.00 5000 :10.00 17.05.2008 - 662 :100.00 0.00 : 0.00 0.05 1.31 {1890 925 5.39 - 1.66 1.57
Mockea 29 0.00 5000 i10.00 05.06.2008 - 681 1106.75 107.11i 0.00 -0.25 0.73 {13.70 9.36 6.17 - 173 163
Mockea 36 0.00 4000 {10.00 16.12.2008 - 875 {97.02 108.50i 0.00 -0.09 -0.41:10.68 924 6.36 - 218  2.05
Mocksa 47 0.00 5000 :10.00 28.04.2009 - 1008 i 0.00 0.00 { 0.00 0.00 -055:2411 9.16 6.00 - 2.41 2.28
Mockea 41 0.00 5000 i10.00 30.07.2010 - 1466 : 0.00 0.00 i 0.00 0.00 -4.14: 4822 928 6.95 - 330 3.08
Mockea 38 0.00 5000 :10.00 26.12.2010 - 1615 :112.25 112,50 -0.35 0.00 -062: 7.95 893 6.92 - 370 3.46
Mockea 39 51.81 5000 i 10.00 21.07.2014 - 2918 :108.60 108.74: 0.09 000 -125:i 110 9.20 7.09 - 594 555
Mockea 44 7.60 20000 i 10.00 24.06.2015 - 3256 :108.45 108.55: 0.28 021 -154i 849 922 7.10 - 6.39 596
Bcezo 356.95 147720

UemoyHuku: REUTERS, pacyemsbi baHka Mockeb!

© BAHK MOCKBbI
AHanuTuyeckui otaen WWW.MMBANK.RU

+7 (495) 105-8000, BH. 4233 17

OB30P AONIOBbIX PbIHKOB




PbIHOK PYBJIEBbIX OBNUTALIUIA 26 nona 2006 r.

OMUTEHTbI OBBEMbI TOrALLUEHUNE/ BbIKYTI LJEHA UW3MEHEHUE,% [OXOHQHOCTb,% [OIOPALUA
'\?nim;(;g MHODZBZ';B KynoH,%  [MoraweHune Odpepra rﬁ'ii‘eﬂiﬂ Mokyrka Mpopaxa AeHb Hepena Mecsy HKO Tekywas Knoraw. Kodepre [op.net. Moga. aop

He¢gpmb u 2a3

TA3TIPOM A3 0.87 10000: 8.11 18.01.2007 - 177 :1100.15 0.00 : 0.30 0.00 -034: 1 802 567 - 049 046
A3MPOM A4 17.70 5000 i 8.22 10.02.2010 - 1296 §103.45 103.75: 042 039 -072: 36 794 7.19 - 305 285
A3MPOM A5 0.00 5000 i 7.58 09.10.2007 - 441 1101.20 101.40f 000 0.00 -054i 22 750 6.80 - 115  1.08
A3MPOM A6 10.03 5000 i 7.22 06.08.2009 1108 { 9965 99.75: 0.15 -0.18 -0.62: 33 724 745 - 269 251
Jlykodn 02 412 6000 | 7.5 17.11.2009 20112007 1211 :100.77 10099 -013 -005 -0.06: 12  7.40 - 663 : 127 1.19
HIK UTEPA 0.00 2000 i 9.75 07.12.2007 - 500 i101.05 101.30i 0.00 010 015} 13 964 9.02 - 130 1.19
HOBATOK, 01 0.00 1000 i 9.40 30.11.2006 - 128 i 0.00 101.00i 0.00 0.02 -044: 14 931 6.40 - 035 033
Mocob6neas, 01 0.00 1000 {10.75 21.12.2008 - 880 i101.71 101.75! 0.00 074 -0.72: 10 1050 9.21 - 140 1.28
PyccHepme, 01 26.74 7000 i 9.25 10.12.2010 12.12.2008 1599 :100.52 100.57i 0.00 0.07 -0.99: 10  9.20 - 9.18 i 218  1.99
YomypmHI, 01 10.00 1500 i 9.50 01.09.2008 01.12.2006 769 :100.00 100.15{ 0.00 0.04 025 : 14 950 - 9.82 { 035  0.32
Xumusi u Hegpmexumusi

ALBK-MHeecm, 02 0.00 500 :11.80 20.05.2008 21.11.2006 665 : 0.00 0.00 : 0.00 000 -0.05: 20 11.75 - 1093: 032 029
pynna Humon, 01 6.90 1000 {12.00 16.12.2008 19.12.2006 875 i100.60 100.95} 0.10 -0.10 -035i 12 1192 - 10.08i 040 0.37
Hopozobyx, 01 0.00 900 i 9.90 11.06.2008 13.12.2006 687 i 0.00 100.95} 0.00 -0.18 -074i 11  9.80 - 711 % 039 036
Kylibbiwesasom-ureecm, 02  0.00 2000 i 8.80 04.03.2011 - 1683 § 99.65 99.79: 0.00 000 -020: 33 883 9.07 - 376 345
MaputickudHr13, 01 11.81 800 }12.40 16.12.2008 19.06.2007 875 :100.41 100.57; -0.01 -0.05 -010: 12 1233 - 12.08i 0.87 0.78
HUKOCXUM, 01 0.04 750 i14.00 14.12.2006 - 142 £100.65 100.80i -0.35 -0.10 -0.37i 15 1394 1259 - 039 035
HKHX, 04 521 1500 i 9.99 26.03.2012 02.04.2009 2071 i103.30 104.00 0.19 024% 31 963 - 856 i 236 2.18
HKHX-03 0.00 2000 i 8.00 01.09.2007 - 403 i 000 000 i 000 000 025i 9 8.00 823 - 058  0.54
Hagpuc Kocmemurc, 01 0.00 400 i10.50 22.04.2007 - 271 1100.35 100.64; 0.00 049 -020i 27 1044 9.92 - 072 065
OmeyecmeerHble nekapcmé  0.51 1300 :10.25 17.02.2009 21.08.2007 938 : 99.01 99.94: 025 0.00 -0.65: 43 1029 - 10.87i 1.00 0.90
CAHOC 02 10.41 3000 {10.00 10.11.2009 13.11.2007 1204 :104.01 104.15i 0.10 -0.16 -0.86: 19 961 872 - 285 262
YXK, 01 0.00 500 {10.00 21.01.2011 26.01.2007 1641 i 0.00 _0.00 i 0.00 0.00 045 i 24  9.94 - 8.98 i 049  0.45
AnekmpoaHepaemuka

BawkupaHepeo, 02 328 500 ! 950 22.02.2007 . 212 1100.71 100.94! 0.15 004 -035: 40 941 7.83 - 056 052
JleHarepeo, 01 10.43 3000 {10.25 19.04.2007 - 268 1100.75 100.85: -0.05 -0.20 -0.15i 27 1017 9.26 - 071 065
Mazreaum, 01 029 1500 i 9.85 18.12.2008 21.12.2006 877 :101.05 101.40i -0.30 028 -045: 9 9.75 - 714 041 038
Mocanepzo, 02 0.00 5000 i 7.65 18.02.2016 23.02.2012 3495 : 97.65 97.95i 0.00 -0.05 -163i 30  7.81 - 828 i 450 4.16
Ceepdnosarepzo, 01 0.00 500 i11.50 01.03.2007 - 219 110050 0.00 : -0.20 0.00 -020i 46 1144 10.86 10.86: 0.57  0.52
Tamawepzo, 01 510 1500 i 9.65 13.03.2008 - 597 1102.00 102.05: -0.10 -025 -1.07: 35 946 848 - 150  1.39
®CK E3C 03 1.61 7000 i 7.10 12.12.2008 - 871 19930 9944: 011 000 -052i 8 714 750 - 222 207
®CK E3C, 01 0.00 5000 i 8.80 18.12.2007 - 511 1102.30 103.00i 0.00 0.00 -029: 8 856 6.78 - 134 125
®CK E3C, 02 34.97 7000 i 8.25 22.06.2010 - 1428 102.36 102.44: 0.06 0.01 -063: 6 8.06 7.67 - 341 347
Skymckarepeo, 01 0.00 400 :14.00 31.08.2006 - 37 9840 100.95: 0.00 0.00 -0.20: 56  13.90 6.21 - 0.10__ 0.10
Cesisb

Bonzamenekom 03 16.93 2300 ; 8.50 30.11.2010 1589 : 99.97 100.15: 0.02 0.12 -189: 11 850 867 -~ 1 294 271
Bonzamenekom 02 0.00 3000 | 8.20 30112010 04122008 1589 |100.06 10035 0.01 027 -145 11 820 - 217 2.01
Hanbcenss 01 2.03 1000 i13.00 15.11.2006 - 113 10140 10165 0.00 000 025 : 25 1279 7.37 - 031 029
MITC, 05 0.00 1500 i 8.30 25.05.2010 29.05.2007 1400 :100.85 101.37i 0.00 -0.15 015 i 13  8.19 - 678 i 082 077
Mezacpor 0.00 1500 i 9.28 11.04.2007 - 260 i 0.00 101.62i 0.00 0.00 099 : 26 905 571 - 069 065
MezagboH, 03 0.00 3000 | 9.25 15.04.2008 - 630 1102.85 103.20i 0.00 024 061 25 898 7.46 - 160  1.49
PTK-JIN3UNHT, 04 12.66 2250 i 8.80 08.04.2008 - 39546 : 99.90 100.20i -0.10 0.10 0.00 i 18 880 897 - 1.00 092
Cubupbmenekom, 04 0.00 2000 i12.50 05.07.2007 - 345 1104.30 104.50: 0.00 000 -076: 7 1198 7.83 - 092 085
Cu6upbmenekom, 05 152 3000 | 9.20 25.04.2008 - 640 i101.41 101.60i -048 1.38 010 22 9.09 861 - 163 150
Cubupbmenekom, 06 15.35 2000 i 7.85 16.09.2010 23.09.2008 1514 : 98.93 99.05: 0.30 -0.05 -025: 27  7.93 - 848 i 198 183
C3 Tenexom, 02 0.00 1500 i 7.50 03.10.2007 - 435 19960 000 i 000 005 105 4 752  8.01 - 072 067
C3 Tenexom, 03 0.00 3000 i 9.25 24.02.2011 28.02.2008 1675 :101.50 102.00i 0.00 0.00 -020i 14  9.07 - 814 i 149 137
CMAPTC, 02 1.31 500 {14.00 26.06.2007 26.12.2006 336 100.35 100.45} -0.01 0.10 -0.13i 11 1394 - 1286 042 037
Tammenekom, 03 440 600 i11.75 06.05.2007 - 285 1102.35 103.00i 0.15 -0.63 -048: 24 1146 8.67 - 074 068
YPCU 04 0.30 3000 i 9.99 01.11.2007 - 464 1102.60 102.88i -0.29 0.44 -0.10i 22 974 7.93 - 120 1.1
YPCU 05 7.09 2000 i 9.19 17.04.2008 - 632 1101.65 101.85: 020 089 -054i 24 902 817 - 161 148
YPCU 06 0.00 2000 i 820 17.11.2011 20.11.2008 1941 i 9950 99.80 i 0.00 -0.15 010 i 14 823 - 856 i 214 197
LleHmpmenexom 03 0.00 2000 {12.35 15.09.2006 - 52 1100.62 100.75: -0.05 0.08 -049: 44 1228 7.75 - 014 013
LleHmpmenexom 04 9.24 5623 i13.80 21.08.2009 - 1123 {112.74 112.95: -0.06 029 -1.66: 60 1224 9.17 - 251 230
LenmpaneHbili Tenezpag 0: 10.42 500 16.00 22.08.2006 - 28 1100.40 100.65: -1.00 0.10 0.63 i 28 16.08 22.02 - 0.08  0.06
1OTK, 01 040 1500 i14.24 14.09.2006 - 51 1100.75 100.83{ 0.00 -0.07 -044: 51 1413 8.04 - 014 0.3
OTK, 02 0.04 1500 {10.50 07.02.2007 - 197 $100.50 100.95} -0.12 -0.05 -045i 48 1044 9.68 - 052 047
OTK, 03 0.08 3500 i10.90 10.10.2009 09.10.2007 1173 i101.62 101.87i 0.01 020 -0.73i 32 10.73 965 : 1.13  1.03
IOTK 04 9.41 5000 i 10.50 09.12.2009 - 1233 110070 100.80: 005 012 128 12 1042 10.06 - 1.90 1.73
Memannypaus

Amypmemann, 07 0.03 1500 [ 9.80 26.02.2009 - 947 1100.71 100.81: -0.01 0.07 0.10 i 39 9.72 9.66 B 227 207
MaupHrHeecm, 01 0.03 500 {12.30 03.04.2007 - 252 1100.60 101.00i -0.15 0.05 -040: 7 1223 11.87 - 067  0.60
Maupkreecm, 02 11.81 1000 {10.90 16.12.2008 28.11.2006 875 :100.41 100.57; -0.01 -0.05 -0.10: 17 10.84 - 9.16 : 035 0.32
Makcu-Tpynn, 01 497 3000 i11.25 12.03.2009 13.09.2007 961 : 9850 98.70: 024 015 -077: 40 1140 - 1287 106 0.94
M3 um. Ceposea, 02 0.00 2000 i 8.75 27.02.2009 - 948 199.00 99.25: 000 000 -1.00i 35 883 9.35 - 230 210
HM3 um. Kysemuna, 01 0.00 1200 {11.00 14.02.2010 16.08.2007 1300 i 99.00 100.00i 0.01 0.00 -1.14i 48 1111 - 1236: 098 087
HCMMS3, 01 0.00 1000 i 1.00 19.05.2008 - 664 i 0.00 99.90: 000 000 000: 2 1.00 1.06 - 180 1.79
OMK, 01 458 3000 i 9.20 12.06.2008 - 688 :101.72 101.79: -0.07 -0.08 -029i 12 904 835 - 176  1.62
Pycan ®ur 02 0.00 5000 i 8.00 20.05.2007 - 299 i100.65 100.75: 0.00 -020 -015i 14 795 7.34 - 080 075
PycAn®uH, 03 0.00 6000 i 7.20 21.09.2008 - 789 {9865 99.00: -0.16 -0.25 -0.52i 25 7.30 8.04 - 199 1.84
C80600Heiii cokor, 02 0.00 600 i11.75 22.11.2007 - 485 i 000 000 i 000 000 015:i 20 1175 12.06 - 125 1.1
CI" MEYETT, 01 0.00 2000 i 550 22.11.2007 - 485 i 0.00 100.00i 0.00 000 000 9 550 5.53 - 129 122
Ceeepcmars 15.16 3000 i 8.10 28.06.2007 - 338 1100.94 101.30i 0.70 0.00 -020: 6 8.02 7.14 - 091 085
T4 MEYES 01 0.03 3000 i 550 12.06.2009 - 1053 { 90.00 92.00: 222 0.00 000 : 6 598 8.88 - 268 246
TMK 0.00 2000 {10.30 20.10.2006 87 1100.60 100.65: 0.00 0.00 -0.30: 27 1024 7.3 - 024 022
TMK, 02 000 3000 1009 24032009 30.03.2007 973 {10141 10160: 000 -007 -039 33  9.95 - 8.06 i 066 0.61
TMK, 03 0.00 5000 i 7.95 15.02.2011 19.02.2008 1666 : 99.60 99.77 i 0.07 0.03 -035i 34 797 - 827 i 146 135
Tynayepmem 02 0.00 1000 i 9.75 02.12.2007 - 495 i 000 000 i 000 000 025i 14 974 988 - 129 117
Y7113, 01 0.10 3000 i 9.50 16.06.2010 25.04.2008 1422 {102.15 102.30i -0.08 -0.05 -0.34i 9 9.29 - 828 i 164 152
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MawuHocmpoeHue
Asmoeas, 02 0.00 3000 { 9.20 13.08.2008 14.02.2007 750 :100.93 101.20f 0.00 0.06 0.13 : 40.33 9.10 - 736 : 054 050
Aemoeas, 03 0.81 5000 i 7.80 22.06.2010 26.06.2007 40351 { 100.07 100.20; 0.00 0.06 -0.11i 598 7.80 - 788 1 090 0.84
Bazonmau, 01 2.38 300 {13.50 19.06.2008 - 695 :104.80 105.20i -0.19 0.10 -0.19: 12.21 12.88 10.92 - 173 1.56
BKM-®uHaHc, 01 0.00 1000 {10.25 04.06.2008 06.12.2006 680 i 0.00 100.90i 0.00 0.08 0.30 i 13.48 10.16 - 776 § 037 034
ras-®uHatc, 01 21.47 2000 i 8.49 08.02.2011 12.02.2008 1659 i 99.45 99.60 i 0.00 0.10 -0.20: 37.45 8.53 - 9.03 i 143 132
I'T-T3OL SHepeo 03 0.02 1500 {12.04 18.04.2008 23.10.2006 633 :100.68 100.69i 0.00 -0.02 -0.09: 31.34 11.96 - 918 { 025 0.23
ETIK 01 0.00 1000 { 8.75 02.10.2008 05.10.2006 800 : 99.75 99.98 i 0.00 -0.08 025 i 26.37 8.77 - 953 i 020 0.18
WxAsmo, 01 0.09 1200 {10.70 14.03.2007 - 232 {9895 9915!-021 020 -0.40: 3870 10.81 12.80 - 0.61  0.54
Wxmaw, 02 0.00 1000 {13.55 17.06.2008 19.12.2006 693 :101.45 101.55{ 0.00 0.39 -049i 12.99 1330 - 856 i 040  0.37
Wnmeepa @uHaHc, 01 0.00 2000 :10.50 20.03.2009 - 969 i 0.00 0.00 i 0.00 -0.25 -1.46: 3538 10.39 10.28 - 231 2.09
UPKYT 03 9.88 3250 i 8.74 16.09.2010 - 1514 1100.85 100.95; -0.10 0.15 -0.20 i 29.69 8.66 8.64 - 347  3.20
KAMAS3-®uHarc, 02 0.00 3000 : 8.45 17.09.2010 19.09.2008 1515 i 99.28 99.60: 0.00 -0.23 0.25 ;: 28.48 8.50 - 893 i 196 1.80
Kpuozenmauw, 02 0.00 500 { 9.75 08.07.2008 - 714 {99.70 100.10{ 0.00 0.11 -065: 3.74 977 507 - 184 175
Mul-®uwaHc, 01 0.03 1000 {10.50 03.06.2009 06.06.2007 1044 :100.90 101.05i 0.10 0.00 -0.93i 13.81 1040 - 946 : 0.84 0.77
Momosunux. 3a80dbl, 01 0.00 1500 (10.00 22.01.2009 26.07.2007 912 { 0.00 0.00 { 0.00 -0.10 0.44 i 49.32 9.91 - 924 1 093 085
OM3 04 0.00 900 14.25 26.02.2009 31.08.2006 947 1100.13 101.05{ 0.00 060 -1.17 i 56.61 14.08 - 226 i 010  0.10
M3, 01 0.00 750 § 9.70 21.07.2009 - 40015 :100.00 0.00 i 0.00 0.00 -0.07:i 24.18 9.70 - - 292 292
Mpommpakmop, 01 0.00 1500  9.75 03.07.2008 - 709 {99.70 100.10{ 0.00 020 -025: 4.81 975 4.89 - 183 175
Cantom-Orepeaus, 01 567 3000 :10.15 25.12.2007 26.12.2006 518 :100.02 100.10i -0.05 0.05 -0.21i 7.79 1014 - 983 i 042 0.38
CamypH VHeecm 0.00 500 {15.00 05.08.2006 - 11 0.00 100.32i 0.00 -0.17 -0.33: 70.68 14.97 7.80 - 0.03  0.03
HIMO CATYPH, 01 0.00 1500 i 9.00 23.03.2008 24.03.2007 39530 { 100.25 100.50; 0.00 0.00 -0.15: 30.33 8.98 - 8.75 i 0.64 0.59
Ceeepcmarb-aémo 0.00 1500 i11.25 21.01.2010 25.01.2007 1276 i 0.00 0.00 i 0.00 0.00 0.00 i 55.48 10.98 - 6.23 i 048 045
COK-Asmokomn., 01 4.05 1100 {12.32 24.04.2008 27.10.2006 639 i 99.86 100.25: 0.00 -0.15 -0.25: 30.04 1232 - 1251 026 023
Cmpolimpatceas, 01 543 3000 i 9.60 25.06.2008 - 701 i101.10 101.18{ -0.10 0.02 -0.15: 7.10 9.50 9.20 - 179  1.64
TB3, 01 0.00 750 $14.60 10.10.2006 - 77 110130 101.70f 0.00 021 -0.39: 4240 14.36 6.22 - 021  0.20
Tparcmawxondure, 01 0.00 1500 i 1.00 01.12.2007 - 494 (9100 9400 000 0.00 -509i 148 1.06 5.75 - 135  1.27
YpaneazoH3ago0, 01 3.05 2000 {13.36 30.09.2008 03.10.2006 798 :101.15 101.27{ -0.10 -0.07 -0.23 i 41.00 13.21 - 6.90 i 0.19  0.18
YpaneazoH3agod 02 0.00 3000 i 9.35 05.10.2010 03.10.2007 1533 §100.40 100.57i 0.00 0.17 -0.15: 28.43 9.30 - 9.01 i 113 1.03
Mob6bkiearowass NPoMbIUWIeHHOCMb
CY3K; 02 i 0.00 1000 : 8.50 15.02.2007 - 205 § 9950 100.15: 0.00 -0.65 0.37 : 16 8.48 8.28 - 1 055 050
XalineHd ['ond @uHarc, 01 ¢ 0.71 750 :12.00 02.04.2008 09.10.2006 617 i 0.00 100.10{ -0.10 0.00 -040: 7 12.00 - 1252% 021 0.18
lMompebumensckulii cekmop u AlK
AnadywkuH 0T 0.88 500 :12.00 08.03.2007 - 226 (100.25 103.00; 0.14 0.01 -0.15: 4537 11.96 11.67 - 059 0.53
ATIK Apkada 01 5.99 600 {13.20 28.06.2008 29.06.2007 704 £100.10 100.35i -0.13 0.04 -0.05} 9.40 13.18 13391 090 0.79
ATIK Apkada, 02 1.60 1000 }13.31 20.02.2009 22.08.2007 941 i 99.96 100.04; -0.05 0.08 -0.17 i 56.16 13.31 13721 099 0.87
ATIK Oro, o1 8.28 1100 i15.50 22.04.2007 - 271 1101.41 101.48i 0.05 -0.15 -0.58 i 33.93 1527 13.34 - 0.63 0.5
ATIK Oro, 02 150 1200 {12.95 25.02.2009 - 946 i 99.85 100.01i 0.00 -0.10 -0.21: 52.86 12.96 13.41 - 200 1.77
Banmumop-Hesa, 03 0.00 800 :11.65 15.05.2008 23.11.2006 660 100.85 101.08i 0.00 0.04 -0.24: 2170 1153 - 7.78 1 033  0.31
Beneparkopm 0.00 700 110.90 02.12.2008 05.12.2006 861 0.00 100.30{ 0.00 0.00 -0.15: 14.63 1087 - 10.56: 0.36  0.32
Bumm-Bunnb-fanH, 02 0.00 3000 i 9.00 15.12.2010 - 1604 1102.15 102.50i -0.10 0.15 068 : 838 881 858 - 370  3.41
Ipynna OCT, 02 0.00 1000 {12.90 08.05.2008 10.05.2007 653 :100.00 100.59i 0.00 0.14 0.09 i 26,51 12.87 - 12.89i 0.76  0.67
Lxeld-9¢p-Cu, 02 0.01 1200 {13.00 04.12.2007 05.12.2006 497 :101.72 101.88i 0.02 0.21 -0.25: 17.45 12.78 - 8.00 i 0.36 0.34
Eepocepsuc 0.00 1500 {14.00 18.12.2007 19.12.2006 511 {100.57 100.88; 0.00 0.15 045 i 1342 1393 -  13.29i 0.39 0.35
Wneecmnpoekm, 01 0.00 1000 {10.80 16.05.2007 - 295 :101.15 101.50f 0.00 0.20 -0.29 i 2042 10.67 9.40 - 078 0.72
WUnmapko, 01 0.52 1000 i 9.85 19.12.2008 22.12.2006 878 :100.10 0.00 i 0.00 0.00 -0.02: 8.64 9.84 - 951 { 041 038
KBK Yepemywru, 01 0.00 700 :11.30 02.03.2009 05.03.2007 951 :100.10 100.45 0.00 -1.81 0.89 i 4365 1128 - 1130 058 0.53
MukosHoscKuli 0.00 1000 :13.50 18.09.2006 - 55 1100.50 100.77: 0.00 020 -0.63: 47.34 13.37 6.49 - 015 0.14
Moccensnpom, 01 0.50 1000 {13.00 12.12.2008 15.06.2007 871 {100.67 100.80i 0.03 -0.15 0.70 i 13.89 12.91 - 1250i 0.86 0.76
Hympureecmxondute, 01 500 1200 i 11.00 09.06.2009 - 1050 { 99.35 100.20i 0.05 0.09 0.00 { 12.66 10.99 3.52 - 262 254
MABA, 01 0.00 350 { 0.00 15.06.2008 - 691 0.00 100.00i 0.00 0.00 -1.00: 0.00 0.00 0.27 - 188  1.88
Mpadmepu foH, 01 0.00 750 $12.50 10.11.2006 - 108 100.05 100.50f 0.00 0.50 0.00 { 25.34 1250 13.07 - 029 0.26
Pasynsi-®uratc, 01 0.00 3000 {11.50 02.10.2008 05.04.2007 800 i 0.00 0.00 i 0.00 -0.15 -0.30i 34.66 1148 - 1145 067 0.60
Pycaepo 01 0.00 1000 i11.66 19.07.2008 18.01.2007 725 i 99.95 100.20i 0.00 0.06 -0.62: 1.60 1166 - 11.64i 049 044
Caneall, 01 0.00 1000 {11.66 03.12.2008 06.06.2007 862 {101.10 101.29i 0.00 -0.05 -0.05: 1533 11.53 - 1053 0.84 0.76
CokosnbHuku MenH. Kom6. 05 0.00 1000 :11.50 26.02.2009 30.08.2007 947 { 99.50 99.80 i 0.00 010 -0.20: 4568 1153 -  1212i 1.02  0.91
Tanocmo-®uHarc, 01 0.00 1000 {10.00 06.03.2009 07.09.2007 955 { 99.75 100.29i -0.42 0.05 -0.14 i 3753 10.03 - 1048i 1.05 0.95
3®@KO, 01 0.00 1000 i 8.00 05.09.2006 - 42 199.80 100.00{ 0.00 -0.10 0.24  30.68 8.01 8.61 - 012 0.1
3®KO, 02 0.00 1500 {10.50 22.01.2010 26.01.2007 1277 { 0.00 0.00 i 0.00 -025 -0.35: 5149 1050 - 10.77: 048 044
tOzmpa+3um 02 6.97 1000 :11.50 25.11.2008 28.11.2006 854 i 99.50 99.60 i -1.87 0.00 1.91 : 17.64 1155 - 1249 0.35  0.31
PO3HU4YHbIU CeKmop
Bukmopus-®uHatrc, 0T 0.59 1500 : 9.90 29.01.2009 01.02.2007 919 : 99.85 100.00; 0.18 0.00 -0.60: 46.92 9.91 -~ 1045: 050 0.45
Hemckud mup, 01 0.00 1150 i 8.50 26.05.2015 - 3227 9875 9950 0.00 0.00 -1.00: 11.64 852 872 - 6.32 581
HAOMO-®unaHc, 01 9.99 1000 {12.50 14.02.2008 15.02.2007 569 { 99.81 100.01i 0.10 -0.36 -0.08: 54.45 1252 -  13.15i 0.53 047
Wnkom-Jlada, 02 4.00 1400 {11.75 12.02.2010 16.02.2007 1298 :100.01 100.13! 0.06 -0.08 -0.26: 21.57 11.74 - 1204 054 048
Konetika T/, 01 0.00 1200 i 9.75 17.06.2008 19.12.2006 693 {100.75 100.95i -0.20 0.00 -0.31i 1.07 9.68 - 8.08 i 040 0.37
Konelika T/, 02 1.97 4000 i 8.70 15.02.2012 18.02.2009 2031 : 98.65 98.75: 0.00 060 -0.70: 14.78 8.81 - 958 { 230 210
MazHum 01 0.00 2000 i 9.34 19.11.2008 - 848 1100.65 102.75! 0.00 -0.10 -0.20: 15.87 9.19 8.74 - 2.11 1.94
Mapma ®@unatc, 02 15.96 1000 i11.75 06.12.2009 07.06.2007 1230 i 99.65 99.80: 0.09 022 -0.70i 1545 1179 - 12511 084 0.75
Mapma-®uHatc, 01 4.68 700 :14.84 22.05.2008 - 667 :103.80 104.00i 0.00 -0.05 -0.62: 24.80 14.28 1274 - 164 145
Mampuya ®uHarHc 0.00 1200 {12.32 10.12.2008 13.06.2007 869  99.49 9984 0.00 0.25 0.00 i 13.84 1234 - 1292i 0.86 0.76
MUP ®uraHc 0.00 1000 i 9.89 27.12.2007 27.12.2006 520 { 99.90 100.15i{ 0.00 -0.13 -0.50: 7.59 9.88 - 985 i 042 0.39
Mepexpecmok, 01 0.00 1500 8.15 08.07.2008 - 714 100.05 100.25 0.30 0.00 -0.12 3.13 813 4.00 - 186  1.79
Mamepoyka @uHaHc, 01 564 1500 11.45 12.05.2010 - 1387 0.00 119.40 046 -0.27 -0.36 2165 1047 8.68 - 316 291
lamepoyxa @uHaHc, 02 2.58 3000 9.30 14.12.2010 - 1603 102.60 102.80 0.20 -0.10 -0.68 892 9.06 8.76 - 368  3.39
TOIM-KHUIA, 01 10.08 700 11.35 05.02.2009 08.02.2007 926 _ 100.25 100.85 0.15 0.15 -0.30 51.62 1127 - 1012 0.52 _ 0.47
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lMueoeapeHue
banmuka, 01 0.28 1000 : 8.75 20.11.2007 - 483 :101.20 101.30; -0.04 0.04 -1.37: 839 8.64 7.89 - 1.34 1.24
Kpachbiti Bocmok-MHeecm i 0.02 1500 i 11.50 25.02.2007 - 215 1101.10 101.40{ 0.05 -0.05 -0.20; 47.58 11.34 9.17 - 056  0.51
Ovakoso, 02 0.49 1500 { 8.50 19.09.2008 - 787 19865 98.72: 005 -0.15 -0.53: 2864 861 9.55 - 1.57 1.44
MNT-Nreecmmernme 01 0.00 1000 :12.00 28.09.2006 - 65 0.00 000 { 000 0.00 -1.37; 38.47 11.94 8.81 - 0.18  0.16
[N T-Nreecmmernmc 02 0.00 1500 :14.25 23.03.2009 29.09.2006 972 {100.10 101.15; 0.00 _0.00 -0.77 : 46.85 14.07 - 6.01 i 018  0.17
Jlezkasi, necHasi npomMbiwnieHHocmb U LUBK
ALIBR-MHeecm 0.03 500 :13.50 07.09.2006 - 44 7100.20 100.50f 0.00 0.00 -035: 17 1343 9.15 - 0.12 0.1
Bonea 01 0.00 1500 {12.00 13.03.2007 - 231 1101.40 101.60i -0.10 -0.22 -0.39: 43 11.83 9.86 - 0.61 0.55
rOToK, 02 0.04 1500 {11.50 18.06.2009 21.12.2006 1059 { 0.00 99.85: 0.05 -0.15 -0.15{ 10  11.53 - 12.02¢ 0.41 0.36
HJIK 01 0.50 500 :11.90 31.01.2008 03.08.2006 555 : 99.95 100.05; -0.01 -0.05 -0.10: 56  11.90 - 1126 0.02 0.02
3@ Coros, 01 0.00 300 i11.00 09.10.2007 05.10.2006 441 {100.00 100.30; 0.00 0.18 -0.25: 33  10.99 - 10.40i 020 0.18
Pycckut Texkcmunb 02 0.99 1000 :12.75 05.03.2009 - 954 {9855 98.85: 0.05 0.52 1.32 48  12.90 13.91 - 1.61 1.41
Pycckuti Tekemunb 03 0.00 1200 {12.00 20.10.2009 18.10.2007 1183 { 97.68 98.00: 0.00 -0.19 0.05 12.23 - 14.11% 1.15 1.01
Slkoenesckul Tekcmunb, 013 0.00 1000 i 12.00 31.10.2008 27.10.2006 829 {100.05 100.15{ 0.00 0.08 0.10 11.98 - 10.89: 0.26  0.23
CmpoumesnibCcmeo U unnomekxa
AVKK 0.00 1070 :11.00 01.12.2008 - 860 0.00 000 { 000 0.00 -1.14: 16274 1017 7.27 - 2.12 1.98
AUXKK, 02 0.00 1500 {11.00 01.02.2010 - 1287 i 0.00 0.00 { 0.00 -129 -2.00: 52 9.95 7.68 - 2.91 2.70
AMXKK, 03 0.00 2250 { 9.40 15.10.2010 - 1543 1105.50 106.00i 0.00 -0.45 -0.09 3 891 754 - 265 247
AWK, 04 0.00 900 i 8.70 01.02.2012 - 2017 { 0.00 0.00 { 0.00 0.00 0.00 20 8.17 7.46 - 440  4.10
BX®, 01 0.00 500 {12.65 19.12.2008 22.12.2006 878 0.00 100.14 0.00 -0.04 0.15 11 12.63 - 12.90: 040 0.36
Inasmoccmpod, 01 0.00 2000 i 1.00 27.05.2007 - 306 0.00 98.00: 0.00 0.00 -2.00 2 1.02 347 - 0.83  0.81
nasmoccmpou, 02 0.34 4000 :{11.50 17.03.2011 22.03.2007 1696 100.51 100.59; 0.05 0.10 -0.42: 39 11.43 - 10.76 i 0.63  0.57
lpynna JICP, 01 0.03 1000 :11.00 20.03.2008 22.03.2007 604 : 99.95 100.00; -0.05 -0.01 0.31 37 11.01 - 11.33: 0.63  0.57
UHTEKO 01 0.00 1200 {10.95 15.02.2007 - 205 0.00 000 { 000 0.00 0.00 48 1095 11.20 - 0.54  0.48
Uckumumyemerm 02 0.00 500 {12.50 05.11.2008 07.11.2007 834 {100.00 100.65{ 0.00 0.00 0.30 26 12.50 - 13.09{ 1.18 1.04
Uckumumyemenm, 01 1.64 200 (16.80 24.12.2006 - 152 1101.60 102.45: -0.39 0.11 0.17 14 16.47 12.30 - 0.41 0.36
MUA, 01 0.11 2200 {10.00 20.09.2012 - 2249 {101.75 103.00; 049 0.00 -0.49 0 9.71  9.16 - 267 245
MUA, 02 0.00 1000 : 9.50 09.08.2008 06.02.2007 746 :100.20 100.50; 0.00 -0.25 -0.30: 20 9.46 - 891§ 052 048
MUA, 03 0.00 1500 i 9.40 23.02.2012 30.08.2007 2039 {100.00 0.00 ;| 0.00 040 -0.20: 14 9.34 - 9.06 { 1.04 0.96
Mupakc 'pynn 0.00 1000 {13.50 19.08.2008 22.08.2006 756 {100.60 100.69i 0.00 0.10 -0.73} 57  13.41 - 411§ 0.08 0.07
MOUA, 01 0.00 1500 i 9.00 21.12.2010 23.12.2006 1610 100.41 100.48; 0.00 0.30 0.08 8 8.96 - 7.87 i 0.41 0.38
K, 05 11.46 1120 {10.20 20.05.2008 22.05.2007 665 i 99.31 99.50{ -0.08 -0.13 -0.35: 18 10.26 - 11.39f 079  0.71
Canasamcmekiio 01 0.14 750 :11.60 25.03.2008 - 609 :102.75 103.30{ 0.00 -0.24 0.00 38 11.29 9.99 - 1.51 1.38
Canasamcmekrio 02 9.10 1200 i 9.28 28.10.2009 31.10.2007 1191 { 99.71 99.85: 0.00 0.20 -0.05: 21 9.31 - 974 i 1.20 1.10
Cub. yemerm., 01 0.00 800 { 9.70 12.06.2008 14.06.2007 688 { 99.75 100.15{ 0.00 0.03 -040i 11 9.69 - 981§ 0.86 0.79
Cy-155 0.00 1500 {10.50 30.03.2007 - 248 1 99.35 100.00; -0.44 -0.20 0.00 7 10.57 11.98 - 0.66  0.59
TepHa-®@uHanc, 01 1.00 500 {14.00 16.12.2008 19.12.2006 875 {100.30 100.43} 0.24 0.10 0.29 13 13.94 - 13.46: 0.39 0.35
LYH JlenCreyCMY, 01 0.00 1000 {12.00 22.04.2010 24.04.2008 1367 : 99.35 100.00i 0.00 0.70 0.50 29  12.01 - 11.97¢ 155 1.38
FOCKK, 01 0.00 600 :14.00 01.07.2008 17.01.2008 39630 i 100.00 100.01i 0.00 _ 0.03 _ 0.11 8 14.00 - 9.28 i 1.38 1.26
TpaHcniopm
AsuaK. Camapa, 01 0.05 350 :14.00 08.03.2007 - 226 :101.10 101.40{ 0.00 0.00 -0.29: 53  13.31 5.39 - 059  0.56
Ucm Jlatin XaHdnuwe, 02 3.68 3000 :11.59 22.05.2008 23.11.2006 667  99.76 99.80 i -0.04 0.17 0.05 19  11.62 - 12.11§ 0.33  0.30
MMK-Tpatc, 01 0.00 650 i11.50 10.07.2008 11.01.2007 39639 i 0.00 100.90i 0.00 -0.10 1.00 4 11.47 - 10.78% 047 042
PX, 05 29.83 10000 : 6.67 22.01.2009 - 912 {9897 99.07: 0.18 0.05 -0.65: 33 6.73 7.22 - 227 211
PXA, 03 0.00 4000 : 8.33 02.12.2009 - 1226 :102.38 103.80; 0.00 0.29 -058: 11 8.03 7.18 - 298 278
PXA, 02 0.00 4000 { 7.75 05.12.2007 - 498 £100.50 102.00i 0.00 -0.31 -0.53i 10 7.64 668 - 1.31 1.23
PX[ 07 21.31 5000 ; 7.55 07.11.2012 - 2297 :101.40 101.50; 0.04 025 -0.78: 14 7.44 738 - 506 4.72
PXX[ 06 46.09 10000: 7.35 10.11.2010 - 1569 {100.45 100.70; 0.15 0.24 -0.79: 14 731 734 - 372 346
PXX[ 04 0.09 10000 6.59 14.06.2007 - 324 0.00 100.19 0.04 0.24 -0.35 7 6.58 6.55 - 0.87 0.82
Tparcaspo-®uHaHcsl, 01 23.36 2500 11.65 05.02.2009 09.08.2007 926 100.35 100.65 0.12 -0.30 -0.66 53  11.59 - 1140 0.96 0.86
OliptOHuoH 01 310 1500 13.00 10.11.2009 15.05.2007 1204 99.26 99.35 0.16 -0.05 -1.69 25 13.09 - 1459 0.76  0.66
O T3up, 01 0.03 1000 10.65 22.11.2006 - 120 100.25 100.37 -0.01 _0.00 _ 0.50 18 10.61  9.28 - 0.33 __ 0.31

UemoyHuku: REUTERS, pacyemsi baHka Mockebi
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PbIHOK PYBJIEBbIX OBNUTALIUIA 26 nona 2006 r.

OMUTEHTbBI OBBEMbI TNOrALUEHUE/ BbIKYTT LEHA NW3MEHEHUE,% [OOXOAQHOCTb,% [AIOPALNA
Moniol;(;g M;)pi’?;'s. KynoH,%  Moraiwekve Odpepra nﬂ_":jei:ﬂ Mokynka [Mpopaxa OeHb Hegena mecsy HKO Tekywas Knoraw. Kodepre [Aiop.net. Moga. Oiop

QPuHaHCco8bIlU cCeKmop

AKBAPC, 02 0.00 1500 : 8.25 22.01.2009 26.07.2007 912 : 0.00 0.00 : 0.00 0.00 0.15 : 41 8.27 - 864 I 094 087
Bank 3eHum, 01 0.00 1000 i 8.00 24.03.2007 - 242 19991 100.10{ 0.00 005 -008i 27 800 813 - 0.64 0.60
Bank 3EHUT, 02 0.00 2000 : 8.39 16.02.2009 - 937 :99.60 99.79: 0.09 -0.10 -020i 37 841 866 - 228 210
bank Kedp, 01 1.99 450 £11.00 05.10.2007 13.10.2006 437 0.00 99.65:-020 0.05 -0.10 5 11.06 - 12951 022 019
bark Crypm, 01 0.00 500 § 9.25 15.11.2007 16.11.2006 478 : 99.50 100.00i 0.00 0.00 0.20 17 9.25 - 956 i 0.31 028
Brewmopebatk 04 0.00 5000 : 6.50 19.03.2009 22.03.2007 968 i 0.00 0.00 { 0.00 000 -0.10: 22  6.49 - 6.26 i 0.64  0.60
Brewmopzbatk 05 0.00 15000i 6.20 17.10.2013 26.04.2007 2641 i 0.00 0.00 { 0.00 000 -015: 15  6.21 - 663 1 073 069
lasbark, 01 0.00 750 i11.00 25.11.2008 21.11.2006 854 :100.20 100.25: 0.13 -0.20 -045: 19 1097 -  10.02i 0.33  0.30
rasnpomb6ark, 01 9.30 1500 { 7.10 27.01.2011 - 1647 { 96.80 97.20( -010 -0.41 -1.02i 34 7.33 8.9 - 3.80  3.51
KUT ®uHaHc, 01 10.83 2000 ;10.50 18.12.2008 17.12.2006 877 i100.51 100.65i 0.05 0.13 -0.10: 11 1044 - 884 1 040 037
Macmep-BaHk, 02 0.23 1000 {11.75 23.05.2008 25.05.2007 668 :100.11 100.30: -0.15 0.00 0.05: 19 1174 - 1191} 081 0.72
MKE 01 0.00 500 i10.50 25.04.2007 - 274 {000 0.00 i 000 0.00 -015i 26 1048 10.69 - 071 064
MMB, 01 0.00 1000 i 8.30 13.02.2007 - 203 i 0.00 100.90i 0.00 000 -019i 37 822 653 - 0.54 0.50
MMB, 02 0.00 3000 650 11.02.2009 14.02.2007 932 i 0.00 0.00 { 0.00 0.00 -005: 28  6.50 - 6.50 i 0.54  0.51
Mockommepubank, 01 0.75 1000 i 9.76 10.12.2008 06.12.2006 869 100.40 100.53i -0.12 0.18 -0.06: 13  9.72 - 853 i 037 0.34
Mpo6usHecbaHk, 05 2.51 1000 {10.69 29.04.2009 03.10.2006 1009 i 0.00 100.60: -0.03 024 -0.01: 24 1065 - 868 i 019 0.18
Poccenbxo3bark 01 0.00 3000 i 7.50 04.06.2008 06.12.2006 680 i100.00 101.45} 0.00 -0.05 -0.15; 10  7.47 - 6.68 i 0.36 0.34
PoccenbxoabaHk, 02 0.00 7000 i 7.85 16.02.2011 - 1667 i 99.75 100.05i 0.00 -060 -0.80: 13  7.86 8.12 - 383 354
Pycckut Cmardapm 03 0.00 2000 i 8.40 22.08.2007 23.08.2006 393 100.04 100.25: 0.00 0.00 -0.10: 35 840 - 8111 0.08 0.07
Pycckut Cmardapm 04 0.00 3000 ; 8.25 03.03.2008 - 587 19945 99.95: 0.00 0.00 -047: 33 8.27 859 - 149 137
Pycckut Cmardapm 05 0.00 5000 { 7.60 09.09.2010 15.03.2007 1507 i 0.00 0.00 i 0.00 000 -045: 27 7.64 - 857 i 062 057
Pycckuti Cmardapm 06 0.00 6000 i 8.10 09.02.2011 15.08.2007 1660 i 99.35 100.15}{ 0.00 0.00 -0.05; 36  8.10 - 831 i 1.00 092
Pycb-Bank, 01 1.54 1400 {10.50 19.03.2009 22.03.2007 968 : 99.31 99.80: 0.10 -0.04 -025: 36 1052 - 11.07i 063 057
Cubakadembatk, 01 0.00 470 i 0.00 05.04.2007 - 254 i 0.00 100.20i 0.00 0.00 -0.05 0 0.00 0.00 - 095 0.95
TK ®uHaHc, 01 9.66 1000 :10.75 18.09.2008 22.03.2007 786 : 0.00 103.00i -0.48 0.00 0.00 i 37 1044 - 6.09 i 063  0.60
TyparAnem 01 0.00 3000 i 6.40 06.10.2009 10.10.2006 1169 i 99.80 0.00 { 0.00 0.00 -0.01: 18  6.41 - 7231 021 020
®uraHc VHm WHe, 02 0.00 2500 8.33 12.09.2007 13.09.2006 414  0.00 000 0.00 000 000 30 833 - 809 014 013
XKB BaHk, 02 0.00 3000 850 11.05.2010 15.05.2007 1386 0.00 0.00 0.00 0.00 0.10 16 8.51 - 879 079 072
XKB BaHk, 03 0.00 3000 8.25 16.09.2010 22.03.2007 1514 0.00 0.00 0.00 0.05 -0.35 7 8.25 - 858 064 059
tOHuacmpymbank, 01 0.00 1000 12.50 17.02.2009 20.02.2007 938  99.25 100.13 018 045 -024 53 1248 - 1259 055  0.49

Wemoynuku: REUTERS, pacyemsi baHka Mockebl
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POCCUUCKWE EBPOOBNUIALIUK 26 urona 2006 r.

OMUTEHTbI OBBEM [OrALUEHHNE LEHA U3MEHEHWE,% [OXOQHOCTb,% PEWATUHI  [QIOPALUS

Heii no Cnpag k
O6bem, MiH.  KynoH,% MoraweHue A A Mokynka Mpopaxa AeHb HeZeno Mecsay K noraw. Tekywas oA

orawenms benchmark S&P  Moody’s Fitch  [iop. net. Moga. gop

CyeepeHHble eepoo6nuaauuu

Poccus 07 $ 2 400 26.06.2007 335 : 103.56 103.75: 0.00  0.00 -048 589 966 77 : BBB Baa2 BBB® 0.88 0.86
Poccusi 10 $ 2718 8.25 31.03.2010 1344 i 104.00 10425 -006 024 -066 596 7.93 90  BBB Baa2 BBB+ 1.75 1.70
Poccus 18 $ 3466 11 24.07.2018 4381 :139.31 140.44i 004 077 -045 622  7.90 115 i BBB Baa2 BBB+ 7.72 7.49
Poccusi 30 $19526 5 31.03.2030 8649 : 108.06 108.31: 012 082 -059 620 4.63 113 { BBB Baa2 BBB+ 7.51 7.28
Poccusi 28 $ 2500 12.75 24.06.2028 8004 : 172.63 173.19i 058 051 _ -0.66 _ 6.49 _ 7.39 136__: BBB Baa2 BBB+ 10.55 _ 10.21
O6nuzauuu MuHgpuHa Pd>

MINFIN 8 $ 1322 14112007 476 : 97.00 98.00 ! 0.00 000 -0.32 6.19 3.0 0 BBB Baa2 BBBY 2.78 258
MINFIN 5 $ 2837 3 14.05.2008 658 i 9481 9481 1 007 020 -033 641 3.16 0 BBB Baa2 BBB+ 3.76 357
MINFIN 7 $ 1750 3 14.05.2011 1753 i 87.38 8775 i 014 058 -115 7.21 343 0 BBB Baa2 BBB+ 6.20 5.85
Oé6nuzauuu Aries

ARIES 01 $ 2000 6.182 25.10.2007 456 : 103.80 103.85: 0.00 0.02 -0.04 340 596 19 : BB+ Ba2 0.00 2.63
ARIES 02 $ 1000 7.75 25.10.2009 1187 :111.07 11155i 0.00 007 007 4.02  6.98 38 BB+ Ba2 0.00i 285 2.74
ARIES 03 $ 2436 9.6 25.10.2014 3013 i 125.32 12565 -0.15 034 _ 0.84 570 _ 7.66 63 i BB+ Ba2 0.00i 6.04 5.87
MyHuuunaanble eepoobsuzayuu

Mockea 71 T§ 374 645 12.10.2011 1904 : 106.88 107.36: -0.05 0.30 -1.10 491  6.03 118 | BBB Baa2 4.40 419
Tamapcmat 15 i§ 250 7.7 03.08.2015 3295 i 98.83 9933 i 074 131  -1.41 795 779 292 i BB-__Bafl 4.74 4.56

KopriopamueHsble eepoobnuzayuu
Eepa3zxosoure 06 150 8.875 25.09.2006 61 100.21 100.52 ¢{ -0.01 -0.04 -0.30 7.26 8.86 216 BB- B1 BB- 0.15 0.15
PocHegpmsb 06 150 12.75 20.11.2006 117 102.00 102.25: -0.01 -0.18 -0.79 5.94 12.50 83 B+ Baa2 BB+: 0.31 0.30

AMTEJ 07 175 9.25 30.06.2007 339 99.13 100.13; -0.88 1.01 -1.00 10.25 9.33 497 0.90 0.86
Cubregpms 07 400 11.5 13.02.2007 202 102.70 103.00: -0.10 -0.09 -0.59 6.29 11.20 105 BB  Ba2 0.51 0.50
rA3rPOM 07 500 9.125 25.04.2007 273 102.14 102.34; 0.12 -0.05 -0.63 6.08 8.93 84 BB+ Baal BBB- 0.72 0.69
THK 07 700 11 06.11.2007 468 105.23 105.48 : -0.03 0.09 -0.83 6.59 10.45 147 Baa2 1.19 1.16
MTC 08 400 9.75 30.01.2008 553 103.50 103.80; -0.01 0.37 -1.32 7.25 9.42 214 BB- 1.43 1.38
Cucmema 08 350 10.25 14.04.2008 628 104.01 104.49 : 0.07 0.42 -1.34 7.68 9.85 256 B B3 B+: 1.57 1.51
Anpoca 08 500 8.125 06.05.2008 650 102.68 103.02: 0.50 0.03 -1.50 6.49 7.91 137 B+ 1.66 1.60
Bumm-bunns-favH 150 8.5 21.05.2008 665 102.00 103.00: 0.09 -0.02 -0.20 7.29 8.33 218 B+ B2 1.69 1.63
MMK 08 300 8 21.10.2008 818 101.24 101.66; -0.04 0.22 -0.54 7.38 7.90 226 BB- BB-i 2.04 1.97
CubHegpmb 09 500 10.75 15.01.2009 904 109.60 109.90 ; 0.06 -9.40 -1.43 6.46 9.81 141 BB Ba2 2.23 2.16
Ceeepcmanb 09 325 8.625 24.02.2009 944 102.84 103.31: 0.14 0.36 -1.52 7.39 8.39 232 :B+U B2U BB-i: 2.28 2.20
Bbimnenkom 09 450 10 16.06.2009 1056 i 106.21 106.61 i 0.26 0.21 -1.45 7.55 9.42 249 BB Ba3 2.56 2.46

EepasxonduHe 09
HOPHWKEJb, 09

300 10.88 03.08.2009 1104 : 109.00 0.00 0.41 0.42 -0.90 7.48 9.98 242 BB- B1 BB-: 254 2.45
500 7.125 30.09.2009 1162 i 100.24 100.91: 0.22 0.25 -1.50 7.03 7.1 196 BB+ Ba2 BBB- 2.83 2.74

rA3MPOM 09 700 10.5 21.10.2009 1183  112.54 112.95: 0.07 0.08 -0.86 6.15 9.33 109 BB+ Baal BBB- 2.78 2.70
MezacpoH 09 375 8 10.12.2009 1233 : 100.39 100.89 i 0.28 0.24 -1.49 7.86 7.97 280 BB- BB 2.98 2.87
Bbimnesnkom 10 300 8 11.02.2010 1296 : 100.30 100.60: 0.03 0.43 -1.83 7.89 7.98 283 BB  Ba3 3.03 2.92
FA3MPOM 10 1000 7.8 27.09.2010 1524 :111.25 111.75: 0.37 0.59 -0.86 4.75 7.01 104 BB+ Baal BBB- 3.53 3.37
MTC 10 400 8.375 14.10.2010 1541 101.31 102.03 i 0.28 0.45 -2.19 7.96 8.27 294 BB- 3.57 3.43
Bbimnenkom 11 300 8.375 22.10.2011 1914 :107.25 0.00 0.00 0.00 0.00 6.71 7.81 168 BB Ba3 4.28 4.14
Cucmema 11 350 8.875 28.01.2011 1647 { 101.95 102.51: -0.03 0.40 -1.36 8.35 8.71 333 B B3 B+i 3.81 3.66
MTC 12 400 8 28.01.2012 2012 99.22  99.65 0.03 0.66 -7.26 8.17 8.06 315 BB- 4.55 4.37
Ceeepcmans 14 375 9.25 19.04.2014 2824 : 10543 105.72: 0.26 0.82 -6.13 8.28 8.77 321 iB+U B2U BB-i 5.61 5.39
Anpoca 14 800 8.875 17.11.2014 3036  110.26 111.18 i 0.39 0.49 -2.66 7.21 8.05 214 B+ 6.08 5.87

FA3IPOM 13-1
FA3POM 13-2
FA3IPOM 13-3

1750 9.625 01.03.2013 2410 : 116.04 116.55: 0.05 0.52 -0.99 6.58 8.29 155 BB+ Baal BBB- 4.99 4.83
1222 4.505 22.07.2013 2553 99.55 100.55: 0.00 -0.03 0.02 4.66 4.53 -37 BB+ Baal BBB- 3.05 2.98
647 5.625 22.07.2013 2553 98.50 98.96 0.35 0.03 -1.06 6.19 5.71 116 BB+ Baal BBB- 2.77 2.68

[P AP PAA PR PRAPLPAPLDAPARAPARAPLARAPAPALO PRSP

FA3IIPOM 15 1000 5.875 01.06.2015 3232 : 103.23 103.62: 0.07 0.94 -0.87 5.40 5.69 147 BB+ Baal BBB- 7.11 6.75
FA3IPOM 20 1250 7.201 01.02.2020 4938 : 103.25 103.63: 0.00 1.60 -0.73 6.83 6.97 176 BB+ Baal BBB- 8.94 8.65
A3I1POM 34 1000 8.625 28.04.2034 10138 : 119.02 119.56 : -0.03 0.60 -2.67 7.05 7.25 192 BB+ Baal BBB-i 11.92 11.52
Tcmouruku; REUTERS
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POCCUUCKWE EBPOOBNUIALIUK 26 urona 2006 r.

OMUTEHTbI OBBEM  [OrALIEHNE LEHA U3MEHEHWE,% [LOXOAQHOCTb,% PEWTWUHI  QIOPALNSA

Heit no Cnpag k
O6bem, MiH.  KynoH,% MoraweHue A A Mokynka Mpopaxa AeHb Heneno Mecsay K noraw. Tekywas oA

orawenms benchmark S&P  Moody’s Fitch [iop. net. Moga. aop

BbaHkoeckue egpoobriuzauuu

Mpomcesssbark 06 $ 200 10.25 27.10.2006 93 100.85 101.27 i 0.19 030 -0.34 651 10.16 141 B Ba3 B 024 0.24
MAM 06 $ 200 9.375 23.09.2006 59 100.27 100.33: -0.01 -0.06 -020 697 935 180 B+ Ba2 BB-i 0.15 0.15
Mempokommepy 07 $ 120 9 09.02.2007 198 {100.40 100.70f 0.15 -0.06 -050 820  8.96 296 B  Ba3 0.50 0.49
Anbcpabark 07 $ 150 7.75 09.02.2007 198 { 100.22 100.50: -0.17  0.18 -0.50 7.27  7.73 202 i BB- Ba2 B i 051 0.49
Pocb6aHk, 07 $ 150 7.625 09.07.2007 348 : 100.28 100.78 i 0.00 0.29 - 7.30  7.60 191 { BU B+i 0.91 0.85
HOMOC 07 $ 100 9.125 13.02.2007 202 {100.30 101.00i -0.02 0.08 -052 853  9.10 328 Ba3 B+ i 0.51 0.50
MocHapb6aHk 07 $ 200 7.28 05.10.2007 436 :101.33 10150 0.00 -0.08 -0.07 620 7.18 62 BBB-

WBI Hukoiin $ 150 9 19.03.2007 236 10029 10092} -0.02 -0.14 -0.15 849 897 322 B i 062 0.59
Pycc. Cmand 07 $ 300 875 14.04.2007 262 :100.49 100.84: 0.01 014 -114 800  8.71 269 iBBB+ 0.69 0.66
BTb 07 $ 300 8.026 30.07.2007 369  102.50 102.75: 0.00 0.01 -0.08 582 7.83 30 {BBB A2 BBB 2.45
MBPP 08 $ 150 8.625 03.03.2008 586 i 100.16 100.84 i 0.00 0.00 -0.70 851 8.61 337 B i 148 1.42
Anbcpabark 08 $ 250 7.75 02.07.2008 707 99.77 100.64: 0.03 0.14 -093 7.88 7.77 275 i BB- Ba2 B 1.82 1.75
lasnpombark 08 $ 1050 7.25 30.10.2008 827 { 101.74 102.06: -0.02 0.16 -067 6.40 7.13 129 i BB A3 2.08 2.02
BTb 08 $ 550 6.875 11.12.2008 869 : 101.39 101.61: -0.05 026 -0.38 623 6.78 116 i BBB A2 BBBi 2.21 2.14
Poc6aHk, 09 $ 225 975 24.09.2009 1156 103.28 103781 -0.08 -0.12 -0.64 803 944 305 { BU B+ 1.92 1.88
MocHapbaHk 08 €150 4.375 30.06.2008 705 96.40 96.82 i -0.03  0.02 018 640 454 129 BBB< 1.85 1.80
XKB Bark 08-1 $ 150 9.125 04.02.2008 558 100.45 101.20f 025 0.12 -0.72 880  9.08 367 B 1.39 1.33
XKB BaHk 08-2 $ 275 8.625 30.06.2008 705 9924 9989 i 0.16 038 -1.18 9.06 869 393 B 1.80 1.73
Bank Mockesi, 09 $ 250 8 28.09.2009 1160 i 102.75 103.03: 0.18 043 189 7.00 7.79 194 BBB< 2.79 2.70
Bank Mockesi, 10 $ 300 7.375 26.11.2010 1584 {100.81 101.63i 0.00 054 159 715 732 212 BBBi 3.74 3.62
BTE 11 $ 450 7.5 12.10.2011 1904 i 104.24 104.45: 0.16 046 -094 652 719 149 i BBB A2 BBBi 4.33 4.19
BTb 15 $ 750 6.315 04.02.2015 3115 § 9912 9928 i 0.06 041 -042 660 6.37 154 i BBB A2 BBBi 2.93 2.83
C6epbark 15 $ 1000 6.23 11.02.2015 3122 { 99.09 99.39 i 0.00 0.82 -054 637 6.29 130 A2 BBB: 6.54 6.34
BTb 35 $ 1000 6.25 30.06.2035 10566 : 97.61 9836 i 0.33 138  -1.73 _ 6.61 6.40 154 i BBB___A2 BBBi 6.92 6.70

UemoyHuku: REUTERS
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Mupoeoli pbiHOK doJiea

SMUTEHTbI LHEHA U3MEHEHUE, % AdOXOOHOCTb,% [OHPALNA PEATUHI
MocnegHssa X
Mo 3akpbITUIO KoTHpOBKa AeHb Hegens mecau o norawexuns Miopaums S&P Moody's
US30YT=RR 90.50 90.50 -0.36 0.20 0.46 5.13 15.60 AAA Aaa
EU2YT=RR 99.50 99.49 0.00 0.00 0.04 3.53 1.84 AAA Aaa
EU10YT=RR 100.27 100.24 -0.02 0.14 -0.58 3.97 8.33 AAA Aaa
MEXGLB26=RR 162.25 152.38 0.04 0.91 -0.55 6.69 10.02 BBB Baa1
BRAGLB27=RR 128.50 128.50 -0.10 2.15 3.11 7.41 10.14 BB Ba3
TRGLB30=RR 142.75 142.94 1.24 2.09 -4.48 7.84 10.31 BB- Ba3
TRGLB10=RR 114.25 114.19 0.11 0.38 -3.91 7.45 3.23 BB- Ba3
ARGFRB=RR 32.50 32.50 0.00 0.00 0.00 0.00 0.00 B B3
ARGGLB30=RR 28.31 28.31 0.00 0.00 0.44 97.40 1.72 B B3
RUSGLB30=RR 108.00 108.06 0.12 0.82 -0.59 6.20 7.51 BBB Baa2
RUSGLB10=RR 103.94 104.00 -0.06 0.24 -0.66 5.96 1.75 BBB Baa2
RUSGLB10=RR 103.94 104.00 -0.06 0.24 -0.66 5.96 1.75 BBB Baa2
Uemouruku: REUTERS
UHdekcbl JPM EMBI+
EMBI+ CcrP3g UHOEKC U3MEHEHUE, %
Cnpap Vlame::::le s 3HaueHve 3a geHb CM:aC:iT C Havana roga 3a 12 mecsiues
EMBI+ 197 -3 376.11 0.05 2.77 2.03 9.03
EMBI+ RUSSIA 110 -4 421.51 0.11 1.77 -1.03 2.60
EMBI+ MEXICO 115 0 327.80: -0.18 2.71 -0.88 3.14
EMBI+ TURKEY 255 -13 236.73 0.50 3.70 -2.43 3.19
EMBI+ BRAZIL 227 -3 531.63 ¢ -0.02 3.13 5.43 16.39
EMBI+ VENGVUELA 196 -5 571.97 0.09 3.68 5.04 18.08

UcmoyHuku: J.P. Morgan Chase, REUTERS
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TAKTHAA UHOOPMALUA 26 urona 2006 r.

HacToswmit LOKYMEHT NpeaoCcTaBneH UCKIYNTENBHO B MOpsiake UHGOPMaUmn U He SIBRSIETCA NPEASIoKEHMEM O NPOBEAEHUM ornepaumii Ha PbiHKE LieHHbIX Bymar, 1, B 4acTHOCTH,
npeanoxexnnem o6 Mx Nokynke v npoaaxe. HacTosWwmi [OKYMEHT COAepXUT MHGOPMaLMIo, NOMyYeHHYI0 U3 UCTOYHWMKOB, KoTopble BaHk MockBbl paccmaTpuBaeT B kadyecTBe
poctoBepHbix. OgHako BaHk MocKBbI, €ro pyKOBOACTBO M COTPYAHUKM HE MOFYT rapaHTUpoBaTb abCOMOTHLIE TOYHOCTb, MOSIHOTY U AOCTOBEPHOCTb TAKOWM MHGOPMaLMM U He HecyT
OTBETCTBEHHOCTU 32 BO3MOXHbIE MOTEPU KIIMEHTa B CBS3W C ee ucnosfib3oBaHueM. OLeHKU U MHEHWSI, NPeacTaBrieHHble B HACTOSALLEM OOKYMEHTE, OCHOBaHbI UCKMIOYUTESIbHO Ha
3aKMOYEHUsX aHanuTMkoB BaHka B OTHOLUEHUM aHanM3VMpyembiX LEHHbIX Gymar v 3MWTEHTOB. BosHarpaxaeHue aHanuTVKOB He CBSI3aHO W HEe 3aBUCUT OT CcoAepXaHusi
aHanuTMyYeckx 0630poB, KOTOPbLIE OHW FOTOBST, UMW OT CyLLECTBA AaBaeMblX UMW PEKOMEHAALMNA.

BaHk MockBbl, ero pykoBoACTBO W COTPYAHWKM HE HECYT OTBETCTBEHHOCTW 3@ MHBECTULMOHHBIE PELUEHUsI KIIMeHTa, OCHOBaHHbIe Ha WMHGOpMaLmK, coaepxallencs B HacTosiLLem
nokymeHTe. baHk MockBbl, €ro pykoBOACTBO M COTPYAHUKW HE HECYT OTBETCTBEHHOCTU B CBSA3W C NPSAMbIMW UM KOCBEHHBIMW NOTEPSMU W/UNK yLLepObOoM, BO3HUKLLMM B pe3ynbTaTe
MCMOMb30BaHUSA KIIMEHTOM UHAOPMaLMK Un Kakon-nmbo ee YacTu Npu coBepLLIEHWN onepauuii ¢ LeHHbIMM Bymaramu. BaHk Mockebl He 6epeT Ha cebsi obsizaTenscTBa perynsipHo
06HOBNATL MHOPMaLIMIO, KOTOpas COAEPXUTCS B HACTOALLEM [JOKyMEHTE UMW UCMpaBnsTb BO3MOXHble HETOYHOCTW. Caenku, CoBeplueHHble B MPOLUIOM W YNOMSHYTble B
HacTosiLLEeM [OKyMEHTe, He BCera siBMsTCS UHANKATUBHLIMU ANs OnpeaeneHuns pedynbtaToB ByayLumx caenok. Ha cToumocTb, LieHy Ui BennyMHy [oxofa no LeHHbIM Gymaram
WU NPOW3BOAHBLIM WMHCTPYMEHTaM, YMOMSHYTbIM B HacToOsiLleM [AOKYMeHTe,  MOryT oOkasblBaTb HebnaronpusTHoe Bo3deiicTBMe KonebaHus OOMEeHHbIX KypcoB BanioT.
MHBeCcTMpOBaHWe B POCCUICKME LeHHble Bymary HeceT 3HaYUTENbHbIA PUCK, B CBA3M C YEM KIMEHTY HeobXxoaMMO MPOBOAUTb COOCTBEHHBIM aHanu3 pbiHKa W WUCCreaoBaHue
Ha[leXXHOCTN POCCUIACKVX 3MUTEHTOB 40 COBEPLLEHUS COEMOK.

HacToswunii JOKYMEHT He MOoXeT ObiTb BOCNpOouU3BeAeH, NOMHOCTBIO UMW YacTUYHO, C HEro Henb3s AenaTb KOMWW, BbIOEPXKU M3 HEero He MOryT WMCMoMnb3oBaTbCA ANA Kakx-nubo
nybnukaumn 6e3 npeaBapuTENbHOrO MUCbMEHHOrO paspelleHns banka MockBbl. BaHk MockBbl HE HeCeT OTBETCTBEHHOCTM 3a HeCaHKUMOHMPOBAHHblE AEWCTBUSI TPETbUX NuL,
CBSA3aHHble C PacnpoCTpaHeHNeM HacTOSLLEro AoKyMeHTa unu nioboii ero YacTu.

KOHTAKTHAA NH®OPMALUA WWW.MMBANK.RU +7 (495) 105-8 +7 (495) 924-008
e-mail BH, Ten

BULIE-NPE3VAOEHT CbITHUKOB Anekcen

OENAPTAMEHT YMPABNEHWA AKTUBAMU

[vpekTop AenapTameHTa KacbsiHoBa EneHa Kasyanova_EA@mmbank.ru 46-79

AHATIMTUYECKOE YNPABINEHWE

Sam. ApeKTopa AenapTameHTa, Tpemacos Kupunn Tremasov_KV@mmbank.ru 45-92

HayarnbHWK ynpasneHus

Otaen aHanmsa pbiHka akLumin

HavanbHuk otoena Bepnexees Bnagumnp Vedeneev_VY@mmbank.ru 28-17

MaBHbIN cneuuanucT CkBopLoB OAMuTpuii Skvortsov_DV@mmbank.ru 28-32

maBHbIN cneunanucT Nammi Muxann Lyamin_MY@mmbank.ru 28-44

Cneuunanuct Becenosa Onbra Veselova_OV@mmbank.ru 28-92

Otaen aHanvsa [onroBbiX PbiHKOB

HavanbHuk otaena ®epopos Erop Fedorov_EY@mmbank.ru 42-33

Benywmii cneumnanuct KoBanesa Hatanbsa Kovaleva_NY@mmbank.ru 17-51

AccucteHt YynpbiHa TaTbsiHa Chupryna_TV@mmbank.ru 42-81

YMNPABNEHWVE TOPIrOBbIX ONEPALIA

HavanbHuk ynpaBneHus Becnanoe Anekcen Bespalov_AV@mmbank.ru 42-20

PbIHOK akumi Bonkos Anekcen Volkov_A@mmbank.ru 28-37

PbIHOK obnvrauuin BposuH Anekcen Vdovin_AV@mmbank.ru 28-95

YOPABNEHWE OPOOAX

HavanbHuk otoena MasHuH Bnagumunp Maznin_VA@mmbank.ru 12-59

MeHepxep no pabote ¢ knueHTamm BopHukoBa Hatanbs Bornikova_NY@mmbank.ru 45-94
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